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Homogeneous Sobolev global-in-time maximal regularity and
related trace estimates

Anatole GAUDIN?

February 16, 2023

Abstract

In this paper, we prove global-in-time H®?-maximal regularity for a class of injective, but
not invertible, sectorial operators on a UMD Banach space X, provided ¢ € (1,400), a €
(=141/¢,1/q). We also prove the corresponding trace estimate, so that the solution to the
canonical abstract Cauchy problem is continuous with values in a not necessarily complete trace
space.

In order to put our result in perspective, we also provide a short review on L?-maximal
regularity which includes some recent advances such as the revisited homogeneous operator
and interpolation theory by Danchin, Hieber, Mucha and Tolksdorf. This theory will be used
to build the appropriate trace space, from which we want to choose the initial data, and the
solution of our abstract Cauchy problem to fall in.
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1 Introduction

1.1 Motivations and interests
1.1.1 The example of the Laplacian on R"

The L?-maximal regularity is very powerful and fundamental tool for the study of a wide range
parabolic partial differential equations, that comes mainly from physics, geometry or chemistry.

The usual theory built for sectorial operators on UMD Banach have been widely investigated.
However, when it comes to look where the solution of the abstract Cauchy problem lies as a con-
tinuous function of time, we have to restrict ourselves either to control in finite time, or to ask the
operator to be invertible.

For instance, let us take a look at the scalar heat equation on R", for T € (0, 4+o00], ug € 8'(R™),
f € Li([0.T],8'(R")).

loc
Ou(t) — Au(t) = f(¥),0<t<T,
u(0) = wup.
The standard theory, see e.g. [Ama95, Remark 4.10.9], [PS16, Theorem 3.5.5], tells us that provided
f € L9((0,T),LP(RY)), up € Big(R"), T < +00, p,q € (1,+00), the Cauchy problem (HE)

admits a unique solution u € HY4((0,T),LP(R")) N L1((0, T), H2P(R™)) C C°([0,T], B2/ *(R"))
which satisfies the estimates

(HE)

ully 0,77, 52-2/9) Sopsat 1w ety Au)l[nago,m) 10y Snpoa,r [fllLaqo,m), o) + [luollga—2/a-

In these estimates, implicit constants are dependent of T" and blow up as T goes to infinity. It is in
fact even worse than that : one cannot expect a global-in-time estimate of this type. Indeed, such
a control on the term ||[u||La([o,+00),L») Would imply that the Laplacian A is invertible on LP(R"),
see for instance [CL86, Section 2] or [PS16, Corollary 3.5.3], which is known to be false.

However, when f € LI(R,,LP(R")), ug € ng/q(R”), there is still a unique solution « to (HE)
such that dyu, Au € LI(R4, LP(R™)) and u € C) (R, ]'312,;12/‘1(1&")) with the global-in-time estimate

ol e, 2270y S 1@t Al 1) S oy ny + Nolgzzra: (1)

This result is well known, but while the right hand side estimate of (1.1) arises from the usual theory
when ug = 0, see e.g. [Haa06, Proposition 8.3.4, Corollary 9.3.12], this is however not the case for
the left hand side trace estimate and to obtain the space from which we choose the initial data
ug, see for instance [BCD11, Theorem 2.34]. A reason is that the usual theory for traces in maximal
regularity will only produce an inhomogeneous Besov space, which is not suitable: it makes us lose
again the uniform control with respect to time on the left hand side part of (1.1). The same kind of
issue would happen for other injective, but non-invertible, sectorial operators. We further hope we
have convinced the reader that the general theory cannot be applied for global-in-time estimate for
the very well-known Cauchy problem (HE) which is a sufficiently important issue.

1.1.2 On the choice of function spaces.

When it comes to the study of actual partial differential equations, it would be interesting to play with
integrability, decay-in-time, or even with some Sobolev regularity in-time of possible solutions for the
linear part of the problem. A wide development of the theory of power-weighted fractional Sobolev-
in-time maximal regularity is made and applied, and can be found in [PS16, Sections 3.2, 3.4 & 3.5].
Priiss and Simonett gave the complete construction of maximal regularity results for spaces of the
type H;f:g (Ry, X), a € [0,1], p € (1/¢,1], which stands for the space of measurable functions u
such that

t— t' " u(t) € HY Y (Ry, X).

Here, Hi’g coincides with the standard Sobolev space with zero boundary condition. The appli-
cations to general quasilinear parabolic partial differential equations of the L -maximal regularity



have also been extensively reviewed in [KPW10,LPW14].

We also mention [Pru02] which contains a treatment of fractional Sobolev in-time maximal
regularity theory as well as a review of mixed derivative estimates. It was recently used, for instance,
in [BM21] for the study of the Boussinesq system where mixed derivative estimates were their main
tool in combination with the usual L?-maximal regularity setting.

However, both of previous treatments do not allow, again, global-in-time estimates for injective,
but not invertible, operators such as the Laplacian on R™. This is where our idea comes from in
order to keep the possibility of playing the Sobolev in-time regularity: we want to show global-
in-time homogeneous H*?-maximal regularity for non-zero initial data, with a trace estimate
similar to the one in (1.1), ¢ € (1,4+00), a € (-1+1/¢,1/q).

Danchin, Hieber, Mucha and Tolksdorf, in [DHMT21, Chapter 2], provide global-in-time esti-
mates for injective, but not invertible, operators in the framework of the Da Prato-Grisvard L9-
maximal regularity. Let us motivate here their idea of homogeneous interpolation and operator
theory for injective sectorial operators from an other point of view. Indeed, in the previous example
for the heat equation, if we set X, = LP A = —A, D,(A) = H??, the Besov space used as trace
space is given by the real interpolation space

B2 = (Xp, Dp(A))1_1 4,

and this follows from the general trace theory. See e.g. [Lunl8, Section 1.2], [PS16, Section 3.4]
or [MV14, Section 4] for even fancier and more general function spaces.

Our idea is to say that the homogeneous Besov space yielding the homogeneous estimate (1.1)
would be given by

]'3123;12/:; = (Xp, Dp(/i))k%,qa

where, here, Dp(/i) = H?? which is also, at least morally, the closure of D,(A) under the (semi-)
norm || A-||x, ~pn [[V*|lLr. And this is exactly the kind of construction achieved in [DHMT21,
Chapter 2] for abstract sectorial operators, in order to obtain a global-in-time Da Prato-Grisvard L4-
maximal regularity theorem. Moreover, such a construction avoids the need of completeness for D(A)
which is fundamental in the scope of the treatment of some non-linear partial differential equations
with global-in-time estimates. Indeed, realization of homogeneous functions spaces that are usually
employed are not necessarily complete on their whole scale, see for instance [BCD11, DM09, DM15,
DHMT21, Gau22] and the references therein. We notice that the possible lack of completeness of
D(A) implies that the resulting real interpolation space (X,D(A))g,, is not necessarily complete
either, but this is somewhat mandatory to deal with actual non-linear or boundary value problems.

This is very important to emphasize the fact that in concrete applications involving non-linearities
or boundary values, one cannot avoid the completeness issue taking the completion instead. For in-
stance, if we work with the completion of H2?, p > n/2, one might end up with elements that are
no longer even distributions which is really inconvenient. If instead one chooses the realization up to
polynomials, then one ends up with products rules that depends on the choice of representation: it is
not clear how to choose properly the polynomial part in a canonical way. Moreover, point-wise com-
position with a global diffeomorphism, or bi-Lipschitz map, as done in [DHMT21, Chapters 5 & 7],
would be meaningless if one works with the setting "up to polynomials".

Those issues concerning the completion also prevent the use of standard homogeneous operator
and interpolation theory started in [Haa06, Chapter 6, Sections 6.3 & 6.4], then extended in [HHKO06],
requiring in the end to work with D(A) as a complete space.

We notice that the recent work [AI:V23] does not apply in our setting to obtain the desired trace

estimate. There are two reasons: D(A) is not an actual completion, and their work do not take in
consideration homogeneous fractional Sobolev scale for the time variable.

1.2 Notations, definitions

For X a Banach space, (€2, ) a sigma finite measure space, and p € [1,+o00], L?(Q, u, X) stands for
the space of (Bochner-)measurable functions u :  — X, such that ¢t — ||u(t)||x € L?(Q, 1, R).



A Banach space X is said to have the Unconditionnal Martingale Difference property (or to
be UMD) if the Hilbert transform is bounded on L4(R, X) for one (or equivalently all) ¢ € (1,400).
For two real numbers A, B € R, A <, B means that there exists a constant C' > 0 depending
on a, b, c such that A < CB. When A Sgpc B and B Sg5,c A are true, we simply write A ~q 5. B.

1.2.1 Sectorial operators on Banach spaces
We introduce the following subsets of the complex plane
Y, ={zeC" : |arg(z)| < p}, if p € (0,7),
we also define ¥4 := (0, 4+00), and we are going to consider the closure iu.

An operator (D(A), A) on complex valued Banach space X is said to be w-sectorial, if for a
fixed w € (0,7), both conditions are satisfied

(i) o(A) C 3, where o(A) stands for the spectrum of A ;
(i) for all p € (w,m), sup)\ec\EMH/\(AI — A)7Hxsx < +oo.
For (D(A), A) injective and w-sectorial with w € [0,7), we say that A has bounded imaginary
powers (BIP) of type 4 > 0 if for all x € D(A) NR(A), for f(z) = 2°
1
Az = — - A)!
f(A)x 20 Jow, (2)(z )" dz,

for some 0 € (w, ), with 9%y oriented counterclockwise, yields a bounded linear operator for all
s € R, and

04 = inf {V >0
seR

supe B A% x L x < +oo} .

The functional calculus of sectorial operators is widely reviewed in several references but we
mention here Haase’s book [Haa06]. For a treatment of operator theory in the scope of L?-maximal
regularity, such as BIP, we refer to [DHP03, Chapters 1 & 2] and [PS16, Chapters 3 & 4].

1.3 Road map

In Section 3: we provide a short construction of the homogeneous Sobolev spaces we need. In
order to achieve this, we will need to assume that the Banach space X is still have the UMD
property. This is to ensure that we have a suitable definition of Ho"q(RJr, X), since we will need
some complex interpolation theory requiring bounded imaginary powers for the time derivative, see
e.g. [LMV18, Theorems 6.7 & 6.8].

Before that, in Section 2, we give a review of the current state of standard L?-maximal regularity
with global-in-time estimates: the treatment will be made first on UMD Banach spaces X. A
second part is dedicated to a review of the homogeneous operator and interpolation theory revisited
by Danchin, Hieber, Mucha and Tolksdorf, with its application to Da Prato-Girsvard L¢-maximal
regularity.

Section 4 is devoted to our main result about H*9-maximal regularity for some injective sectorial

o

operators, with trace estimate in the possibly non-complete space (X,D(4));;,_1 ,. Before proving
=

the main result Theorem 4.7, one has to prove that the quantities involved to solve the Cauchy
problem are in fact well-defined, which is the goal of the preceding subparts.
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2 Short state of the art for L!-maximal regularity

We are going to recall here few facts about L?-maximal regularity (¢ € (1,+00)) on UMD Banach
spaces. We will also deal with the L?-maximal regularity provided by the Da Prato-Grisvard theory
in both versions: inhomogeneous and homogeneous, both allowing under appropriate circumstance
q = 1,400, allowing also to get rid of the UMD property on X .

2.1 Review for the usual L?-maximal regularity

First, let us consider (D(A), A) a densely defined closed operator on a Banach space X . Tt is known,
see [ABHN11, Theorem 3.7.11], that the two following assertions are equivalent:

(i) A is w-sectorial on X, with w € [0,7%);
(ii) —A generates a bounded holomorphic Co-semigroup on X , denoted by (e=*4);>0.

Thus, provided that A is w-sectorial on X for some w € [0, 7), for T' € (0, +o0], we look at the
following abstract Cauchy problem,

Opul(t) + Au(t) = f(t),0<t<T, 7 (ACP)
u(0) = wo.

where f € L _([0,T),X), up €Y, Y being some normed vector space depending on X and D(A).

loc

And it turns out, see [ABHN11, Proposition 3.1.16], that in our case for ug € X, f € L*((0,T), X),
integral solutions u € C°([0,7],X) for (ACP) is unique, also called the mild solution of (ACP)
and given by

t
u(t) = e +/ e =94 (s)ds, 0<t<T.
0

The question is: for a given g € [1,400], can we find an appropriate space Y (depending on
X, D(A) and possibly ¢), such that if ug € Y and f € LY((0,T), X), then (ACP) admits a unique
solution u, satisfying dyu, Au € LI((0,T),X), with norm control

1@, Au)|La(o,1),x) Sa.a 1flLago,m),x) + lluolly 7
The problem (ACP) being linear, we introduce two related subproblems:
e (ACP?) stands for (ACP) with f =0,
e (ACPy) stands for (ACP) with uy =0,

recalling that according to basic Cp-semigroup theory, u = 0 is the unique solution of (ACPJ).
Hence, if (ACP) admits a solution, such solution is unique due to linearity so that it suffices to treat
separately both problem (ACP?) and (ACPy).

e For the (ACPY) problem, we introduce two quantities for v € X + D(A),

1
+oo 3 B dt q
[l 0.0y = ( / (') Ae “vnx)qt) cand [[vllp 40.0) = [0l + 10]5, 0.0
where 6 € (0,1), ¢ € [1,4+00]. This leads to the construction of the vector space
Da(b,q) :={veX| ||U||95A(9,q) < +00}.

The vector space D4 (6, q) is known to be a Banach space under the norm ||-|p,(g,q) and moreover
it satisfies the following equality with equivalence of norms

Da(0,q) = (X,D(A))o,q; (2.1)

see [Haa06, Theorem 6.2.9]. If moreover, 0 € p(A) it has been proved, [Haa06, Corollary 6.5.5], that
[l , (6,4 @0 [[*lD4(0,q) are two equivalent norms on D (6, q).



By definition, for all ug € Da(1 — 1/q,q), for t — u(t) = e"*4ug the solution of (ACP?), we
have
[ell oo () B0 (1=1/0,0)) Sara [0rttllLez, x) = [[AullLae, x) = [wollH , 1-1/q.q)

and we also have, for all T > 0,

1
lullLee ®y D a(1-1/0,0)) Sa.a [[tollDa(1-1/g,q) a0d ||ullLaqo,r),x) Sq.a T4 Juollx-
If moreover, 0 € p(A), then
llulle g, x) Sq.a lluollx-

e For the (ACP() problem, the question is much more delicate. In fact, the solution u to
(ACPy) is formally given by the Duhamel formula

t
u(t) = / e~ =945 (s)ds, t > 0, (2.2)
0
and since, dyu = —Au + f, it suffices to know whether
AullLag,,x) Sq,a [ fllLa,,x)- (2.3)

This leads to the following definition:

Definition 2.1 The operator A is said to have the L?-maximal regularity property on X if the
solution u given by (2.2) satisfies the above estimate (2.3).

Let us remark that the case of finite time 7' > 0 with the corresponding estimate can be easily
deduced by (2.3) applied to f, the extension of f to Ry by 0, and the uniqueness of (ACPy).

It has been proved by Coulhon and Lamberton [CL86], that the property of the L?-maximal
regularity does not depends on ¢ € (1,00). See also [dS64] for the first version of this result in the
hilbertian-valued case.

Coulhon and Lamberton also showed, see [CL86, Theorem 5.1], that the UMD property is a
necessary condition for the Poisson semigroup to have the L%-maximal regularity property. The
canonical example, provided p € (1,4+00), is that X = LP(Q) is a UMD space and so are its closed
subspaces, see for instance [HvNVW16, Propositions 4.2.15 & 4.2.17].

The following fact proved by Kalton and Lancien [KLO0O]: for each non-hilbertian Banach lattice,
there exists a sectorial operator such that (2.3) fails.

However, for UMD Banach spaces, a full and definitive characterization of operators that satisfy
L9-maximal regularity property has been proved by Weis [Wei0l, Theorem 4.2]. One may also
check [KWO04, Theorem 1.11], [DHP03, Theorem 4.4] for other proofs and more details about R-
boundedness and its equivalence with L7-maximal regularity for sectorial operators on a UMD
Banach space.

In practice, we rather use other results such has the Dore-Venni Theorem, [DV87, Theorem 2.1],
which asserts that the boundedness of imaginary powers of A with type 04 < 5 is a sufficient
condition to recover L?-maximal regularity for ¢ € (1,4+00). We mention [Haa06, Corollary 9.3.12]
for the same result that does not require invertibility of A. In particular, the bounded holomorphic
functional calculus of A is a sufficient condition to recover L¢-maximal regularity with ¢ € (1, 400).

We may combine all results for (ACP?) and (ACPg) to state the following well-known L4-
maximal regularity theorem, where we only state it with the sufficient condition of BIP for conve-
nience.

Theorem 2.2 Let w € [0,5), (D(A),A) an w-sectorial operator on a UMD Banach space X .
Assume that A has BIP of type 04 < 5.

Let q € (1,4+00) and T € (0,+00]. For f € LU(0,T),X), uop € Da(l —1/q,q), the problem

(ACP) admits a unique solution w such that Oyu, Au € LI((0,T), X) with estimate

10w, Au)llLaco,r),x) Sasq 1fllago,ry.x) + [wolld 11,49 (2.4)



In addition, for all T, < T, T. < +00, we have u € C°([0,T%),Da(1—1/q,q))NLI((0,T%), X) with
estimates

[wllLoe (0,7, D4 (1-1/4,9)) Saa.T. I fllLao,m),x) + [[wollDai-1/g,9)5 (2.5)
1
lullLago,r.),x) Saq (Tellflluaco,z.),x) + T luoll x)- (2.6)
If moreover 0 € p(A), we have
HU||L4((0,T),X) §A,q ||fHLq((o,T),X) + |luol| x - (2.7)

so that (2.5) holds with uniform constant with respect to Ty, hence remains true for T, = +00.

We comment the appearance of (2.5) : it is a consequence of the trace theory for initial data in
L9-maximal regularity which is itself a consequence of interpolation theory, see [Ama95, Chapter 4,
Theorem 4.10.2], see also [Lun18, Corollary 1.14]. The appearance of (2.7) comes from invertibility
of A, so that it suffices to apply (2.3).

However, the approach used to obtain Theorem 2.2 prevents L! and L°°-maximal regularity on
X . Indeed, the UMD property requires the space X to be at least reflexive, which is not the case
for all spaces that are of use in partial differential equations (one may think about endpoint Besov
spaces like By ; and Bj or even the space of continuous bounded functions CY).

p,00 )
2.2 Revisited homogeneous operator and interpolation theory and global-
in-time estimate for the Da Prato-Grisvard L?-maximal regularity

To overcome such difficulties, we present a theorem due to Da Prato and Grisvard [DPG75], where
the idea was to replace X by D4 (0, q), and look for L?-maximal regularity property on it instead
of X, allowing ¢ = 1.

Theorem 2.3 ( [DPG75, Theorem 4.15] ) Let w € [0,%), (D(A),A) an w-sectorial operator
on a Banach space X . Let q € [1,4+00), 6 € (0, %), 0,:=0+1—1/q, and let T € (0,+00).

For f € L9((0,T),Da(8,q)) and uo € Da(by,q), the problem (ACP) admits a unique mild
solution

u € Cg([07 TL DA(Q(N q))7
such that Oyu, Au € LI((0,T),Da(0,q)) with estimate

ullLes (0,77, D A (8g.0)) S4.0,0,7 [[(Octt; Au)|[La(0.7), D a(0.0)) SA0.0,7 | flILa0.1).Da0.0) T+ U0l A(8,.0)-
(2.8)

If moreover 0 € p(A), (2.8) still holds with uniform constant with respect to T, allowing T = 400.

This Da Prato-Grisvard theorem does not have global in time estimate if 0 ¢ p(A), as was the case
for the estimate (2.4) of Theorem 2.2. The estimate (2.4) is uniform in time : this is due to the fact
that the estimate is homogeneous. This keypoint was captured in the work of Danchin, Hieber,
Mucha and Tolksdorf [DHMT21, Chapter 2] to build an homogeneous version of the Da Prato-
Grivard theorem for injective sectorial operators under some additional assumptions on A. We are
going to present briefly their construction.

Assumption 2.4 The operator (D(A), A) is injective on X , and there exists a normed vector space
(Y, |I-lly), such that for all x € D(A),

Azl ~ lllly - (2.9)

The idea is to construct an homogeneous version of A denoted A, defining first its domain
D(A) 1= {y € V| 3(wn)ncr € D(A), ly —zally > 0},

o

Then, for all y € D(A),
/ely = lim Ax,.

n——+oo



Constructed this way, the operator A is then injective on D(A). We notice that D(A) is a normed
vector space, but not necessarily complete. We also need the existence of a Hausdorff topological
vector space Z, such that X,Y C Z, and to consider the following assumption

Assumption 2.5 The operator (D(A), A) and the normed vector space Y are such that

o

X ND(A) = D(A). (2.10)

As a consequence of all above assumptions, we can extend naturally, see [DHMT21, Remark 2.7],
(e7*) >0 to a Cp-semigroup,

e X +D(A) — X +D(A) , t >0,

by the mean of the following formula for all (xg,a¢) € X x D(A4), t >0,

t
e (2o + ag) = e Mxg + <a0 - / e ™ Aag dT) ) (2.11)
0

o

and so that for ug € X + D(A), and fixed ¢, the value above does not depend on the choice of
decomposition ug = xg + ag, see [DHMTQ!, Proposition 2.6].

Moreover, for all ug = zo+ag € X+D(A), it is straight forward to see from (2.11) and [DHMT21,
Proposition 2.6], that t —+ e~*4wy is strongly differentiable at any order with continuous derivatives
on (0,400) taking its values in X . For k € [1,4o0[, ¢ > 0, by analyticity of the semigroup

(—=8) (e~ Aug) (1) = AFe M ag + AP e A Ay = AF 1 Ae ug € D(A) C X.

From there, one can fully make sense of the following vector space,

D A0, q) = {v € X +D(A)| ol 4,94 < +oo} .

Similarly to what happens for D 4(6,¢) in (2.1), it has been proved in [DHMT21, Proposition 2.12],
that the following equality holds with equivalence of norms,

D a0, 9) = (X, D(A))g.q. (2.12)

However, the lack of completeness for D(A) implies that D 4(0,q) is not necessarily complete. This
has consequences on how to consider the forcing term f in (ACP), choosing f € L9((0,T),D4(0,q))
instead of f € L4((0,T), @A(H, q)) to avoid definition issues, the latter choice being possible when
@A(Q, q) is a Banach space.

Theorem 2.6 ( [DHMT21, Theorem 2.20]) Let w € [0,%), (D(A),A) an w-sectorial operator
on a Banach space X such that Assumptions (2.4) and (2.5) are satisfied. Let q € [1,+0), 0 €
(0, %), 0,:=0+1—1/q, and let T € (0, +0o0].

For f € L4((0,T),Da(0,q)) and uy € Da(b4,q), the problem (ACP) admits a unique mild
solution

u € CJ([0,T],D (04, 0)),
such that Oy, Au € L1((0,T),DA(0,q)) with estimates,
||U||Loo([o’T]j)A(eq’q)) + ||(atuaAU)”Lq((o’T)’g’)A(e’q)) Sa.A ||fHLq((0,T),®A(9,q)) + ||u0||®A(9q,q)- (2.13)
In case q¢ = +00, we assume in addition that ug € D(A?) and then for each 6 € (0,1),

H(atuvAu)||Loo([o,T],95A(9,oo)) Sa.a 1f L 0,1),D4(0,00)) + ||AU0HQ"3A(9,OO)- (2.14)



3 Vector-valued Sobolev spaces in a UMD Banach space and
the time derivative

3.1 Banach valued Bessel and Riesz potential Sobolev spaces

This subsection is devoted to few reminders on Bessel potential spaces on the whole line with values
in a Banach space X which is known to be UMD. This will be based on the constructions provided
by [MV12,LMV18] and [HvNVW16, Chapter 5, Section 5.6], see also the references therein. From
the properties we are going to gather about Bessel potential Sobolev spaces, we will be able give a
simple construction of homogeneous (Riesz potential) Sobolev spaces with values in X | for regularity
index near 0. Namely, we will focus on the regularity index o € (—=1+1/¢,1/q) when ¢ € (1,400).

We chose to investigate the Sobolev space on the one the half-line for which we won’t have
additional compatibility conditions at 0. Notice that the condition on the regularity index is also
here in order to avoid troubles of definition. Indeed, the definition of homogeneous function spaces
for regularity exponents beyond 1/¢ is not clear and a choice of realization have to be done, even in
the scalar case. Such choice implies generally the loss of one, or more, usual and useful properties,
like either the loss of distribution theory, the loss of completeness on the whole scale, or the loss
of pointwise/meaningful (para-)products (in the scalar case, X = C). See for instance [BCD11,
DHMT21, Gau22,Saw18] and reference therein for various constructions and addressed issues in the
scalar-valued case.

From there and until the end of this article, we assume that X has the UMD property. We recall
that such space X is necessarily reflexive.

Definition 3.1 For g € (1,+00), a € R, we define the vector space
HY(R,X) :={ued R X)|I-02)%ueli(R,X)}
with its associated norm
[ullte o @, x) = 1T = 02) % ullLage, x)-

Here, (I —9%)% have to be understood as the usual Fourier multiplier operator.

Before going further, we introduce
So(R, X) := {u € 8(R, X) ’supp(?u) is compact, 0 ¢ supp(Fu) } i
Proposition 3.2 Let ¢ € (1,+00), a € R, the following properties are true :
(i) H*1(R, X) is a reflexive Banach space with
(H¥(R, X))* = H™ 7 (R, X*);
(i) So(R,X) is a dense subspace of H¥4(R, X);
(#i) Provided o > 0, for all u € 8'(R, X),

o3
2

ull e @,x) ~aq.x ullie@,x) + 11(=03) % ullLee,x):
(iv) Provided o € [0,1/q), % = % —a, for all u e H*(R, X),

lullir @, x) Saax 1(=02) % ulluee,x):
(v) Provided o € (—1+1/q,1/q), for all u € H*4(R, X),

”]lRJru”H”vq(]R,X) §a,q,X ”uHH‘*v‘?(R,X)-

Proof. — Point (i) is standard. Point (i) is a direct consequence of the corresponding results for
a =0, see [Haa06, Lemma E.5.2]. Point (7) is just [LMV18, Lemma 4.2]. Point (iv) follows from
[MV12, Corollary 1.4], point (74) and a dilation argument. Point (v) is just [LMV18, Theorem 4.1].H



For ¢ € (1,400), a € (—00,1/q), thanks to the points (), (ii) and (4v) from the Proposition 3.2,
we introduce the quantity

[ull oo (g, xy = 11(=02) % ullage, x)
one can consider the completion
FI*9(R, X) := m\l-\lga,qmm
so that the next definition is meaningful.
Definition 3.3 For g € (1,400), a < 1/q, we define the vector spaces
(i) for a >0, %::%—a,
HYYR,X) = {uel (R X)|(-92)?ue LYR,X) },
(ii) for a <0,
H*(R,X) := {ue H*(R,X)|(-02)ue LR, X) },
with their associated norm

fe3
2

[ull o, x) = 1(=02) F ullacx)-

Here, (—02)% have to be understood as the usual Fourier multiplier operator.
In a similar way, we obtain the following collection of properties.
Proposition 3.4 Let g € (1,4+0), a €< 1/q, the following properties are true :
(i) for B € R, such that a4+ 8 < 1/q,
(—02)% : HOHA(R, X) — H(R, X)
is an isomorphism of Banach spaces;
(ii) H*9(R, X) is reflexive, and whenever o € (—1+1/q,1/q),
(e (R, X)) = 0 (R, X°);
(iii) 8o(R,X) is a dense subspace of H*(R, X);
(iv) provided o € [0,1/q), + =1 —a, for all u € H*I(R,X), v € L” (R, X),

<

[l @x) Saax [[ullfoae x);

H’UHH*Q)Q/(R,X) Sena.X HUHLT'(R,X);

(v) provided o € (=14 1/q,1/q), for all u € H*I(R, X),

| 1g, ul Hea(R,X) Sa,q.X ”uHHQ»‘I(R,X) :

Proof. — Point (iii) follows from the definition. Point (%) is straightforward by density of 8o(R, X).
Point (i) is a direct consequence of the corresponding results for oo = 0, thanks to the point (7). Point
(iv) follows from the definition, the corresponding point in Proposition 3.2 and a duality argument
provided by the previous point (ii). Point (v) follows from points (éii) and (v) in Proposition 3.2
and a dilation argument when « > 0, see e.g. [Gau22, Proposition 2.15]. The case o < 0 follows by
duality thanks to the current point (7). [ |

Let us start the construction of corresponding function spaces on the half-line.

Definition 3.5 Let ¢ € (1,+0), a €R, h € {H,H}. We assume assume moreover that o < 1/q
when h = H. We define by restriction, in the sense of distributions, the normed vector space
b9 (R, X) := (R, X)

|1R+ :

10



This is a Banach space with respect to the quotient norm

lullgosey )= inf [Ty x)-

IRy =%

Ueh™ (R, X).

Proposition 3.6 Let g € (1,+00), a € R, h € {H, H}. We assume assume moreover that a < 1/q
when h = H. The following properties hold :

(i) b*9(R4, X) is a reflexive Banach space, for which 80(R7X)\R+ is a dense subspace;

(ii) provided o € (—=141/q,1/q), for all u € h*1(Ry, X), the extension of u to the whole line by
0 denoted by u yields an element of h*4(R, X)

[@llgea (@, x) ~agx 1ullpeae, x);
(iii) provided o € [0,1/q), = % —a, for all u € bRy, X), v e L” (Ry, X),
lullir @y, x) Savax lwllgea@y x),
||UHh*a:‘Z’(R+,X) Sa.q.X HUHLT'(]RJr,X);
(iv) for all a € (—1+1/q,1/q), the subspace CX(Ry,X) is dense in h*1(Ry, X);
(v) whenever a € (—=1+1/q,1/q),
(h*9(Ry, X))* = b~ (Ry, X*);
(vi) provided oo € [0,1/q), for all u € H*9(Ry, X),
lullLe @y, x) + ullfea@, x) ~aax lullaeaw, x);

Proof. — Point (i) follows from the definition of function spaces by restriction, and the properties
for their counterparts on R. The point (4) is a direct consequence of point (v) from both Proposi-
tions 3.2 and 3.4. Point (%ii) follows from the from the definition of function spaces by restriction
and the corresponding result in Propositions 3.2 and 3.4.

The point (iv) for o < 0 follows from point (i) and (74): indeed, both yields that L"(R4, X)
is dense in H*?(Ry, X), therefore it suffices to approximate functions in L" (R, X) by ones in
C® (R4, X). For a > 0, the inhomogeneous case is known to be true, see for instance [LMV18,
Proposition 6.4]. The case of homogeneous function space follows since by (%), and by construction,
H*4(R,, X) embeds continuously and densely in H*9(R_, X).

For the point (v), one may use the (iv) and the case a = 0 in order to reproduce the proof as in
the scalar case, e.g. one may reproduce the proof of [Gau22, Proposition 2.27].

Finally, the point (vi) can be proved by the mean of current point (7) and the point (4) from
Proposition 3.2. |

The next lemma is nothing but the Hardy-Sobolev inequality in the vector valued setting with
homogeneous estimate. Its proof is left to the reader and use a complex interpolation argument
allowed by [LMV18, Theorem 6.7], then dilation and density arguments by the mean of the points
(iv) and (vi) of Proposition 3.6.

Lemma 3.7 Let g € (1,400), a €[0,1/q). For all u € H*9(R,, X) the following inequality holds

oo 0

To
3.2 The derivative on the half-line.

Sa.q ”uHHa»q(RJr,X)'
Lq(R+7X)

We will not discuss here the construction and properties of inhomogeneous Bessel potential spaces
H*P(R4, X) for s € R, p € (1,400) and the meaning of traces at 0. Therefore as in the previous
subsection, we refer to [MV12, LMV18,SSS12] for more details.

11



We recall that one may define the unbounded operator < on LI(R,, X), also denoted by 9;,

dt
with domain,
Dg(0y) := Hy'(Ry, X) := {f € LY(R4+, X) | 8, f € LRy, X), f(0) = 0}.
Then, thanks to [DV87, Theorem 3.1] (see also [Haa06, Sections 8.4, 8.5], [LMV18, Theorem 6.8]

or [PS16, Theorem 4.3.14]), % is an injective sectorial operator on LI(R4, X') which admits bounded

imaginary powers, satisfying, for all s € R

H(at)isHLq(]RJr,X)%Lq(RJr,X) ,Sq,X (1+ 32)e%|5" (3.1)

implying that (0;)*, « € [0,1], is injective with domain Hg ¥ (Ri, X), a # %, see [LMV18, Theo-
rems 6.7 & 6.8], and we have an isomorphism, provided « € (—1+1/¢,1/q),
(9,)% : H¥ (R, X) — LI(Ry, X). (3.2)

For € (0,1), a« € [8,1], a # 1/q, v € [B, a], the following representation formula holds for all
f € (at)BHg’q(R+v X) )

@) P (t) = r(ly) /O = i)l_w (0P f(r)dr,t > 0. (3.3)

Above formula remains true for f € Ha_ﬁvq(RJr, X), provided a,a — 8 < 1/q.
Similarly, the "dual’ operator — =, with domain Dy (—8;) := H"4(R,, X), is an injective sectorial
operator on LY(Ry, X) which admits bounded imaginary powers. For all s € R

1=00"lla@, ) srage, ) Sax (L+87)eE (3:4)

which also implies injectivity of (—9;)%, « € [0,1], with domain H*»?(R,, X).
For aw € (—1+41/q,1/q), we still have an isomorphism
(=8, : H*Y(R;, X) — LI(R,, X). (3.5)

For g € (0,1), o € [B,1], v € [B, ], the following representation formula holds for all f €
(—0)PH* (R, X),

“+oo
0 =5 [ g a0 (36)

Above formula remains true for f € H*=%4(R ., X), provided o, a — < 1/q.

More details about the functional analytic properties of operators d; and —0; can also be
found in [PS16, Section 3.2] and [LMV18, Section 6], where the case of (power-)weighted, but
inhomogeneous, Sobolev spaces have been widely treated.

3.3 A comment for homogeneous Sobolev spaces and the time derivative
on a finite interval

We finish this section with a discussion about Sobolev space on (0,7) (or [0,7]), T > 0, and the
related derivative operators. On can define those space similarly.

Definition 3.8 Let g € (1,+00), —1+1/¢ < a < 1/q when h = H. We define by restriction, in
the sense of distributions, the normed vector space
h*4((0,T), X) :== bmq(RvX)\(o,T)'

with the induced quotient norm.
But since 1o, 7) = 1(0,400) — Ir, (- — T'), we obtain
Proposition 3.9 Let g € (1,+00), a € (=1+1/q,1/q). The following properties hold :

(i) H“*q((O,T),X) is a reflexive Banach space, for which 8o(R, X) is a dense subspace;

l(0.1)

12



(i) for all w e H®9((0,T), X), the extension of u to the whole line denoted @, is such that
||'L~"||H%Q(R+7X) + Hﬂ”HO"q(R,X) S,a.,q,X,T ||uHHa,q((o7T)7x)-
(i) H®9((0,T), X) = H*((0,T), X) with equivalence of norms (depending on T ).

From there, and in particular from point (i) of Proposition 3.9, one may expect that the theory
on the half line will carry over the behavior on (0,7) up to extend the elements by 0, or up to
the multiplication by 1.y 7). And this is indeed, what actually happens for 9; and —0; according
to [Haa06, Section 8.5].

4 The global-in-time H%?-maximal regularity with homoge-
neous trace estimate

Now, we go back to L%-maximal regularity on a UMD Banach space X . We are going to state few
minor improvements of above results, the first one is about global-in-time estimates when the initial
data wug lies in the homogeneous space 95,4(0, q), provided 6 € (0,1), g € (1,400).

A second goal is to obtain a H*9-maximal regularity result as a variation of above Theorem 2.2
where we take the advantage of [Pru02, Proposition 2.4], and the isomorphism properties (3.2) and
(3.5). Our proof for the corresponding homogeneous trace estimates is mainly inspired by techniques
from the proofs of [DHMT21, Lemma 2.19, Theorem 2.20], see also [PS16, Section 3.4] for similar
estimates proven in a similar way.

4.1 About mild solutions in the context of homogeneous operator theory

In the literature, it seems difficult to have a clear and definitive mention of what would be the exact
meaning of a mild solution of (ACP) in the context of homogeneous functions spaces with respect
the space variable (here the roles are played by D(A) and D4(6,q)). Here is an attempt.
Definition 4.1 Let w € [0,%), (D(A),A) an w-sectorial operator on a UMD Banach space X,
such that it satisfies Assumptions (2.4) and (2.5).

Let T € (0,+00], f € LL.([0,T), X) and ug € X +D(A). We say that u : [0,T) — X +D(A)
is a homogeneous-mild solution of (ACP) if

(i) ue C(0.7), X +D(A)),
(i3) v(t) == u(t) — e ug € X, for all t € [0,7),
(iii) v € CY([0,T), X) is a mild solution of (ACP) in the classical sense, i.e. for all ¢ € [0,7),

/Ot v(s)ds € D(A),

and
v(t)—&-A/Otv(s)ds:/otf(s)ds in X.

Proposition 4.2 Let w € [0,5), (D(A),A) an w-sectorial operator on a UMD Banach space
X, such that it satisfies Assumptions (2.4) and (2.5). Let T € (0,4+o0], f € L ([0,T),X) and

loc

o

ug € X + D(A) .
The problem (ACP) admits at most one homogeneous-mild solution.

Proof. — Let u; and us be two homogeneous-mild solutions to (ACP). Then, we set for all ¢t > 0,
V(t) = u1(t) — ua(t) = (ur(t) — e *ug) — (uz(t) — e *ug). It follows that V is a mild solution of
(ACPQ) in the classical sense. Hence, uniqueness provided by [ABHN11, Proposition 3.1.16] yields
V=0in X. |

13



Remark 4.3 Since for ug € X, one recovers classical mild solutions from the definition, and there
is no ambiguity since mild solutions in the classical sense are in particular homogeneous-mild
solution. From now on, we will refer without distinction to homogeneous-mild solution and mild
solution in the classical sense, as mild solutions.

4.2 Preliminary lemmas
First, we state a Lemma for the problem (ACP?), about homogeneous fractional Sobolev in-time

estimates for initial data ug € @A(H,q), q € (1,+00), 0 €(0,1).

Lemma 4.4 Let w € [0,%), (D(A),A) an w-sectorial operator on a UMD Banach space X, such
that it satisfies Assumptions (2.4) and (2.5). Let g € (1,+00), a € (=1+1/¢,1/q).
For all up € Da(l1+a—1/q,q), we have

t e Ae7tup € H* Ry, X) N LY, (R, X)
with estimates
([t — tli(lﬂy)/ieimuo||L4(R+,X) = ||u0||’bA(1+a—1/q,q)’
Hf‘i@_(‘)A“OHHa’q(R%X) Sa. uolld , (14a-1/q,)-
Proof. — We just have to prove the estimate in Sobolev space. The equality of norms is straight-
forward by definition of the D4(1 + o — 1/¢, ¢)-norm.

Step 1: The case o = 0 is straightforward.
Step 2: The case o € (0,1/q). For ug € Da(1 + a — 1/q,q), one can write up = xo + aop,

o

where (zg,a0) € X x D(A4). By [DHMT21, Proposition 2.6], the following equality holds in X, for
all t >0,

Ae M ug = Ae g + et Aqy.

Therefore, thanks to the representation formulae (3.6), and integral formulations for fractional pow-
ers of A, we have for all t > 0,

A%Ae M uy = A%(Ae Mz + e Aag)

= Altee g + A% Aay

1 too .

= (=8,) A% O 4+ Ae= O Aag) (t)
= (=0y)* " HAAe™ O] (1)
= (=8,)*[Ae= O] (1)
So that, by the isomorphism property (3.5), we have
[Ae™ O ug |l gaa g, x) ~ag A% Ae™ M uglLaz, x) -

From there, we obtain

1
P +oo 1 a dr\*
4% Ae Ol = ([ (1A Al Y )
0

1
oo 1_ ° T dr g
Soa ([ 03l 50T )
0

Sq,a,A HUOHJ"JA(Hafl/M)'

Our last set of inequalities follows from the analyticity of the semigroup (e7*4);so on X and the
fact that one can write for all 7 > 0,

AAe Ty = A% 2 Ae 2 Ay, | (4.1)
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Step 3: The case o € (=1 + 1/¢,0). We play with the integral representations like (3.6) and
fractional powers of A, so that as in Step 2, we should be able to write for ¢ > 0,

+oo
(—0,)°[Ae=O ) (t) = / (=0,)°H [de=OVAyg](r) dr

= /+<>0 TAH‘XAG*TAuOd—T .
f T
Notice that the last integral can be understood as an improper Riemann integral, so that it gives a
measurable function with values in X .
Therefore, we can bound, thanks to the Fatou Lemma and then to the analyticity of the semigroup
(we use the same trick (4.1)),
q

dit

q 400

< liminf
M—+o0 Jg

+oo “+o00 . d q
< / ( / IITA”“Ae‘TAuolle> dt
0 t T

+oo +oo .. dr\? dt
Sq,w‘/ (t;/ T_Q|A€_2AuoXT> o
0 t T t

Finally, by the mean of Hardy’s inequality [Haa06, Lemma 6.2.6], we conclude
400 . d q +oo o q dt
Ht R / Ao femray 9T <o / (1 e 52 )
¢ La(R,X) 0 b

-
Sq,a,A [|uol|

+oo o dr
Ht — / TATY Ao Ay —
t

M
1+a 4 —TA dr
TA T Ae Uy —
T t T

La(R,X)

q [ |
Da(l+a—1/q,9)"

Now, the next lemma ensures that the maximal regularity operator applied to a Sobolev in-time
function, even with negative regularity, still yields an actual measurable function with values in X .

Lemma 4.5 Let w € [0,%), (D(A),A) an w-sectorial operator on a UMD Banach space X , and
let g € (1,+00), @ €[0,1/q).
For f e H*Y(R, X), the following holds for all T > 0,

t
ti—>/ e~ =4 f(5)ds € CO([0, T], X)
0
with estimate

SA,anq T1+a_1/q||f||ﬁavq(R+,x)-
Le=([0,T],X)

t
t>—>/ e~ =94 1(s)ds
0

Moreover, if A has the L -mazimal regularity property, the results still holds for a € (=14 1/q,0).

Proof. — Step 1: For a =0, g € (1,400). Let f € LRy, X). By uniform boundedness of the
semigroup (e7*4);50 on X and Holder’s inequality yield

‘ /t e (=945 () ds
0

The supremum on ¢ € [0, 7] yields the estimate

t
< / 1£(5)1x ds
x 0
<A VY flLonm

Sa Tl_l/q||f||Lq(R+,X)-
Lo ([0,7],X)

t
t / e~ =94 1(5) ds
0

Continuity in-time follows from the dominated convergence theorem.

Step 2: For a € (0,1/q), f € H*(R,, X), for 1 = % — a, we have f € L"(R4, X) by Sobolev

T
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embeddings. Therefore by Step 1,

¢
t— / e~ =94 1(s)ds

0

Sa Tlil/r”f”LT(]RJr,X)
Lee([0,T],X)

SAag T1+a_1/q||f”Hav‘1(R+,X)'

Step 3: Let v € (—1+1/¢,0), f € H*9(R,, X) and assume that A has the maximal regularity
property. First of all, by commutation properties for resolvents of d; and A, one can write

(O +A) " f = (0) 100 + A) (0 f
= (0) "0 = (0) A0 + A)TH D) f-

So that setting f@ := (0;)*f and u® := (9; + A)~1f, by the representation formula (3.3), we end
up with the following expression for ¢ > 0

¢ 1 |
O +A) )= [ eI f(s)ds = / *(s) — Au®(s)] ds.
@+ A7) = [0 s = g [ e ) - A (o) s
Young’s inequality for the convolution, then the triangle inequality yield

1 N . .
S m 1t — ¢ HLq/([07T]) [f* = Au ||L‘1(]R+,X)

t
t— / e~ =94 1(5) ds
0

Le=([0,T7,X)
T1+a71/q

< (I1f L@y, x) + [ Au]Lar, x)) -
I(1+a)(ag +1)7 e )

From there, we recall that we have assumed the L?-maximal regularity property, so that, by the

isomorphism property (3.2),

Sasaq TV

Le=([0,T],X)

SA,aq THa_l/q”fHHa»q(RJr,X)- u

t
t— / e~ =94 1(s)ds
0

e, ,x)

Corollary 4.6 Let w € [0,7), (D(A), A) an w-sectorial operator on a UMD Banach space X , and
let g € (1,+00), a €[0,1/q).
For f e H*(R, X), the following holds for all T > 0,

t
£ / =94 f(5) ds € OO0, T], Da(l + a — 1/g,q))
0

with estimate, for all T >0,

t
t— / e 79 f(s)ds Saae CHETH V) floam, x)  (42)
0

Loo([0,T],Da(1+a—1/q,9))

t
tes / (=94 f(5) ds Stona 1 e - (4.3)

Lo (Ry,Da(1+a—1/q,q))

Proof. — Thanks to Lemma 4.5, it suffices to prove the estimate (4.3).
Step 1: First we assume a =0 and f € LY(Ry, X ), we may extend f to R by setting f(¢) :=0
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for t < 0. In a similar fashion to what has been done in [DHMT21, Lemma 2.19], we can bound

‘ /Ote_SAf(t—s)ds :/0+00 (7’; A/t _(T’LS)Af(t—s)ds“X)da

SA < (- S)||Xd3>
Saa | ( /nft—snxds)dj

. / ( / ||f(t8)||de>QdTT~

We can apply Hardy’s inequalities, see [Haa06, Lemma 6.2.6], to obtain

t
|/eSAf(ts)ds
0 D A(1-1/4.9)

Step 2: For a € (0,1/q), f € H*(R,, X), by Sobolev embeddings, we have f € L"(R,, X),

r= 1_qaq, so that by Step 1, for all T > 0 :

Da(1-1/q,9)

! dr

too
S [ EHIAE= 0" S W lage,

t— /t e A f(t —s)ds € CO([0,T], Da(l — 1/r,7)) .
0

So that it is well defined. Let ¢t > 0, by [DHMT21, Lemma 2.15], we have
¢ ! oo 1 ¢ da
/ e S Af(t —s)ds Na’q/ rita—e AQe*TA/ e~ =94 1(s) dsH —
0 0 0 X

(I
Since 0; and A have commuting resolvents, we have
(0 +A)7H = (8) (0 + A)THB)"

Therefore, setting f* := (9;)*f € LI(R, X) (up to consider, again, the extension of f* (not f) to
the whole line by 0), we can use the representation formula (3.3), to obtain

Foo 1 t 1 w da
I ~e 1+5_a / 7/ A2 —(7+(u—s))A ra H h
(I) 7QA (7’ == e f(s)dsdu N

From there, we can use the triangle inequality and we can write, provided 0 < s < u < ¢,

Da(l+a—1/q,9)

2 —(r+(u—s)A _ glia, —TF@=N 4 q_o —z4 =)y
A2~ (THu=s)A — plte, 2 AT %2 T2

7tA)

so that, by analyticity of the semigroup (e +>0 on X, and the Fubini-Tonelli theorem, we have

(1) Saga / (é// tiul e 1 ))Hafa(s)xdsduyd:.

Again by Fubini-Tonelli, and since fst (t_ul)l_a (T+(u_15))1+a du = é%, it follows that

Rl tog da
< Fq@ A V- T2 hali
(1) S | ( | e S)||Xd8> :

We can reproduce the use of Hardy’s inequalities [Haa06, Lemma 6.2.6] as in Step 1, to obtain

+oo . +oo e dT
i @ _ 7< o
/O T /O (TH)IIf (t=9)lxds ) — Saqf e, x) Sona 11 feae, x)
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One may also prove the continuity in-time by a density argument and the estimate (4.2). |

4.3 The main result

Theorem 4.7 Let w € [0,7), (D(A), A) an w-sectorial operator on a UMD Banach space X , such
that it satisfies Assumptions (2.4) and (2.5). Let ¢ € (1,+00), a € (—1+1/q,1/q) and assume that
one of the two following conditions is satisfied

(i) a >0 and A has the LI-mazimal regularity property,
(ii) a <0 and A has BIP on X of type 64 < 5.

Let T € (0,4+00]. For f € H*((0,T),X), ug € @A(l +a—1/q,q), the problem (ACP) admits
a unique mild solution u € CY([0,T],Da(1+a —1/q,q)) such that dyu, Au € H*((0,T), X) with
estimate

HU”Loc([07T],®A(1+a71/q,q)) Sa,ga (O, AU)HHa,q((o,T),X) SAga Hf”Hayq((o,T),X) + ||U0||1">A(1+a71/q,q)-
(4.4)

Moreover, if A admits BIP on X of type 04 < 5, for f € H*4((0,T),X), up € Da(l+a—1/q,q)
and all 8 €1[0,1],

||(*at)lfﬁAﬁuHHa,q((o,T),X) Saga 1fllgeaom),x) + 1uolls , (14a-1/4.0)- (4.5)

Remark 4.8 e In Theorem 4.7, assumptions (2.4) and (2.5) are assumed here in order to ensure
that D 4(0,q) is a well defined, even if not complete, normed vector space.

e If ug = 0, the estimate (4.5) remains valid if we replace the operator (—8;)'~? by (9;)'~%.

e If one asks instead the initial data ug to be in the smaller, but complete, space D 4(0,¢) then
one can drop assumptions (2.4) and (2.5), and the estimate (4.4) still holds. However, one loose the
possibility to compute the corresponding equivalent norm by the mean of real interpolation.

e The assumption (%) is probably not necessary for the case o < 0. However, it is not clear
in this case how to prove the left hand side of the estimate (4.4). Indeed, our approach require to
consider the action of A%, see Step 3 in the proof.

Proof (of Theorem 4.7). — Let ¢ € (1,400), a € (=1 4+ 1/q,1,q). Throughout this proof, and
without loss of generality, we assume T = 4o00.

Step 1: The H*?-maximal regularity estimate, for ug =0, f € Ha’q(R+, X). Mixed derivatives
estimates.

We recall that A has the LY-maximal regularity property.

Now, we use the fact 9; and A have their resolvent that commutes with each other, we have

(0 + A) 7 = (8,) (0, + A) "1 (0y).
This equality and the isomorphism property of (9;)* (3.2) yield

10w, Au) 0oy x) Saga Ifllfea, x) -

And for the same reasons, from the L7-setting, if A has BIP on X of type 64 < 7, by [Pru02,
Proposition 2.4] for all 8 € [0,1], we have

100" P AP ullgoa e, x) Sasga 1f it oz, x)- (4.6)
This estimate will be useful later.

Concerning the estimate (4.5) (with ug € Da(1 + a — 1/q,q)), it suffices to assume that the
right hand side of (4.4) holds. Indeed, in this case it suffices to apply manually the three lines
lemma, see e.g. the proof of [Lunl8, Theorem 2.7], to the holomorphic families (of operators)
(e (=0,) 2 A% + A) Nocm(zy<r and (7 (=0,) 2 A*[e A ()])ocm(z)<1» Provided B €
(0,1) is fixed. The proof of the boundedness is then carried over by (4.4) and BIP of A and of —0;
respectively. Details are left to the reader.
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Step 2: The trace estimate when « € [0,1/q). Let ug € Da(l4+a—1/q,q), f € H*(R,, X).
The solution u must be given for all ¢ > 0, by

t
u(t) = e Hug + / e A f(t —s)ds.
0
Corollary 4.6 tells us that

u € Cg(R-H@A(l +oa— 1/q7Q)))7

with the estimate

ulloe @y b s (1+a—1/0.0) Saga Iflliea@, x) + 1olld,(vam1/q.0)-

Since f = Owu + Au and e "y = u(t) — fot e A f(t — s)ds, for all t > 0, the triangle inequality
leads to

+oo 1_ qd’T ‘
Ill e, s (10t gy Sl (@1t A 1o, x) + ( / ( anAu(T)nX) =

/+oo 1_g Tar i
+ Ta — .
0 X T

Thus, by the Hardy-Sobolev inequality, Lemma 3.7, we obtain
T A/ e~ Tm)Af(5) ds
0

A/OTG_SAf(T—S)dS

ullpoe s 4 (1+a-170,00) SAaall Ort; Aoy x) + . :
Fooa (R, X)

Now, we may apply Step 1 on the last term, by the triangle inequality, since, again, f = dyu+ Au,
we deduce

Hu”LOO(]RJr7®A(1+a71/q,q)) SA,q,aH(athAU)“Ha,q(R%X) + ||f||Ha=‘1(R+,X)
SA,q,a”(athAU)||Ha,q(R+,X)-
Step 3: The trace estimate when o € (=14 1/¢,0). Let f € H*(R,, X).
By Lemma 4.5, we have

t
t .—>/ e~ (=94 f(s)ds € CO(Ry, X) .
0

However, for t,7 >0,

t t+7 T
e ™A / e~ =94 1(5)ds = / e~ (TH=)A £ (5)ds — / e~ TTDAf(s + 1) ds.
0 0

0
So that if we set v = (9; + A)~Lf, vy = (0, + A)"L[f(- + )], we obtain for t,7 >0

e TA(t) = vt + 1) — v (7).

Therefore, by analyticity of the semigroup (e~"4),s0, and the triangle inequality, we obtain for
t>0,

Bl (140170, Secaca AT 00+ DllLa,s x) + 1A v, x)-

We can now apply (4.6) with 8 = 1 + «, and use the translation invariance of Sobolev norms,
yielding

Hv(t)||®A(1+oé71/q$q) Sa,q.A ||fHHa,<1(1R+,X)-
Now, for u = e~ ()4 + v, provided g € @A(l +a—1/q,q), we deduce

ullioe @y D4 (1+a-1/0.0)) Sevaa Ifllios @y ) + Molld s (14am1/4,0)

Again, to obtain the left hand side of (4.4), as in the previous Step 2, it suffices to estimate wug
in Da(1+4 o —1/q,q)-norm. However, such estimate may involve the action of fractional powers of
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A on e "4ug, for which the meaning is not clear when ug € D 4(0,q). To circumvent this issue,

we use the fact that D(A) is dense in DA(1 4+ a — 1/q,¢q) by [DHMT21, Lemma 2.10]. Thus, let
(uo,n)nen be asequence in D(A) which converges to ug in Da(1+a—1/g,q). We set for all n € N,
Uy 1= e’(')Auo nTU.

By analyticity of the semigroup (e~"4),~0, and by the identity

(=0 [Auy, — Av](7) = (—at)a[Aef(')Auo,n](T) = AHO‘e*TAuo’n,

we are able to deduce that

1
oo 1 adr\ ¢
— 1_ —7A
Da(l+a—1/q,9) — (/0 (“ “|AeT Uo,n“X) 7_>

“+oo q
oy ( / Al*ae”uo,nn%(dr)
0

S ([ 100" — el )

Finally, we can use the isomorphism property (3.5) and the triangle inequality to obtain

Huo,n

||u0771H’J°DA(1+a71/q,q) Sa.q.A ||AunHHavq(R+,X) + ||AU||HM(R+,X)
Sag.a [Atnlgea@, x) + 1w, x)
Sa.q,4 ||(atumAun)||Ha»fI(]R+,X) :
The proof ends here since one can pass to the limit as n goes to infinity.

It remains to prove the continuity in time with values in D A(1+a—1/q,q) which follows from
a density argument!'. |
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