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Local-in-time existence of strong solutions
to an averaged thick sprays model

V. Fournet? C. Buet! and B. Després

Abstract

We propose a new system for the modelling of thick sprays. We prove that this
system verifies conservation properties together with a maximum principle regarding the
volume fraction of the gas. Our main result is that the barotropic version of this system
is locally in time well-posed in H”.
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1 Introduction

Sprays are defined as disperse liquid (such as droplet) or solid (such as dust) phase
evolving in an underlying gas. Such models are usually presented as a coupling between
a kinetic equation (for example, the Vlasov equation or the Vlasov-Boltzmann equation)
and an hyperbolic (or Navier-Stokes) system and were introduced in [Wil85, CP83]. A
classification of different types of spray have been proposed in [O’R81]. See [Des10] for
a recent review of the different way to model sprays.

One type of sprays are the so-called thin sprays, in which the total volume occupied
by the particles is negligible compared to the volume occupied by the gas. In this case,
the coupling is usually made through a drag force, sometimes called the Brinkman force.
Such models have been heavily studied in the purely hyperbolic setting [BD06,Mat10] and
in the Navier-Stokes setting, that is, with parabolic terms [Chol16, EHKM21, HKMM20].
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In this work, we are interested in so-called thick sprays models, in which the total
volume occupied by the particles is no longer negligible compared to the volume of the
gas. The coupling is made not only through a drag force, but also through the volume
fraction of the gas a. On the mathematical side, less is known about thick sprays models
compared with think sprays models. See nevertheless recent works [BDM03, BDD21].

Hereafter the gas is described with a system of compressible Euler equations, for
which the variables are the density o := o(t,z) > 0, the velocity u = u(t,z) € R3
and the internal energy e := (¢,2) > 0. The particles are described with a phase space
density f := f(t,z,v) > 0 following a Vlasov equation. It is also possible to use a
Vlasov-Boltzmann equation, but numerical results may suggest that adding a collision
operator is not necessary for accurate simulation [BDGN12]. Various other effects such
as coalescence and fragmentation can also be taken into account, we chose here to neglect
all these effects. The force acting on the particles, that shall be denoted m,I', is usually
decomposed in two parts: one related to drag or friction between the particles and the
gas. The other one is related, since the total volume of the particles is not negligible, to
the pressure of the gas:

m,' = —m,Vp— D, (v —u).

Depending of the modelisation, the coefficient D, can be treated as a constant or as a
function of v — w. We shall limit ourselves to the constant case. The constant m, can
be interpreted as the mass of the particles and is linked to their radius r by the formula
(we assume here that the particles have a density equal to 1)

4 4
my = =7re°.

3

The spray is assumed to be monodisperse, meaning that all particles have the same
radius. With those hypotheses, a possible thick sprays model [BDMO03] can be written

O¢(ap) + V - (apu) =0
6‘t(agu)+V~(agu@u)Jer:m*Vp/ fdv+D*/ (v—u)fdv
R3 R3
Or(age) + V - (ageu) + p(Ora + V - (au)) = D*/ |v —ul*fdv
R3

Of +v-Vof + V- (Tf) =0

a=1-—m, fdv
R3

my I = —m,Vp—D,(v—u)

This system suffers from some mathematical issues. In [Chol6], it is proved that smooth
solutions blow up in finite time, which is to be expected because of the Euler part. More-
over, the term V p-V, f in the Vlasov equation makes impossible to use standard theory
for weak solution of such system (in particular, the Diperna-Lions theory of renormal-
ized solutions does not apply here). To the best of our knowledge, even before the blow
up phenomena, local-in-time well-posedness result is still lacking. It is even suspected
in [BDO6] that the system (1.1) is ill-posed locally in time. All those reasons motivate
us to modify the model, with regularisation-convolution of certain terms specific to thick
sprays models. We propose the following thick sprays model with regularisation

O(ao) + V- (aou) =0

Dr(aow) +V - (agu®u) + Vp=m,Vp / (fydo+D, [ (v—w)fdo
R3 R3

Oi(age) + V - (apeu) + p(Oa + V - (o)) = D*/ lv —u*f dv
R3

azl—m*/R3<f>dv

Ml = —my(Vp) — Dy(v — u)

(1.2)




where the convolution operator (-) is introduced in the second, fifth and sixth line of the
initial model (1.1). A possible ”physical” form of the convolution operator is justified in
section 2.

This work is organized as follows. In section 2, we justify the convolution operator
and explain the modifications of the usual thick sprays equations leading to (1.2). In
section 3, we show that the system verifies conservation properties for the total mass, the
total momentum, and the total energy of the system, and is equipped with an entropy
balance law. We also show that under reasonable assumptions, the volume fraction o
stays in (0,1] for all times, provided that the initial condition verifies this property.
Finally, in section 4, we prove the main result of this work on the local-in-time well-
posedness in H?® of the barotrope version of (1.2).

2 Justification of the convolution operator

The idea of a convolution operator is easy to conceive on the equation that defines to
force m, I, ignoring the friction force. Let us consider a single spherical particle of radius
r > 0 with center coordinate x,. In a surrounding gas with a pressure field p, the gas
acts on the particle with the force

F= —/ pndz.
S2(xy,r)

In a thought experiment, the pressure can be extended inside the particle. Assuming
that the pressure is differentiable in the particle, one obtains using Stokes’s theorem

F = —/ Vp(x)dz = —m*/ w(x — x,)Vp(x) de = m,(wx Vp)(x,)
S3(x,,r) R3
where the convolution kernel is

w(y) = mi*l\ykr(y)'

Using the notation (-) = w - for the convolution operator, the force is rewritten as
m,I = —m,(Vp).

This formula is valid independently of the extension of p inside the particle, provided it
is differentiable.

Lemma 1. The kernel w verifies w € BV(R?), |w| 1= 1 and TV(w) = 2.

T

Proof. We recall the definition [EG15] of the total variation of a function
V() s ([ Faiveds, o @RERY, plm<1)
R3

Since w is the indicator function of a sphere, then w € BV(R?). The kernel w has unit

L'-norm because m, = %7‘(‘7‘3. Finally the total variation of an indicator function is the

perimeter of its support, therefore TV (w) = dnr® _ 3 O

Moy r°

In order to introduce this principle in the original system (1.1), one needs to reintro-
duce the friction in the force m,I" and to modify other equations in a way that preserve the
global conservation properties. Considering additionally that the modifications should



be kept to the minimum, we are led to propose the following system
O¢(ap) + V - (apu) =0 (2.1)

Ot(aou) + V - (acpu @ u) + Vp = m*Vp/ (fydv + D, (v—u)fdv (2.2)
R3 R3

Ot(aoe) + V - (apgeu) + p(Ora + V - (au)) = D*/ lv — w2 f dv 2.
R3
Ohf+v-Vuf+V, - (Tf)=0
a=1-—m, dv
IR

mu' = —=m(Vp) — D, (v — u)

DN
oUW

(
(2.
(2.
(2.6

)
)
)
)
Let us comment in more details the equations (2.1)-(2.6). Equations (2.1), (2.3)
and (2.4) are unchanged. Equation (2.2) is modified with the convolution kernel on the
right-hand-side since we found that it is a way to recover the conservation of the total
momentum, as justified in Proposition 2. Equation (2.5) is also modified by compatibility
with the conservation of the total energy. In the last equation (2.6), the friction is
reintroduced without a convolution because there is no conservation issue related to this
term. Notice that when the size of the support of w goes to 0 (ignoring the fact that m.
is dependent of the size of the particle r), meaning that w converges to a Dirac mass,

one recovers the system (1.1). To close the system, we assume that p follows a perfect
gas law

p=(y—1ee, ~v>1L1 (2.7)
and the energy law
e=C,T, (2.8)

with T > 0 the temperature and C,, > 0 is a constant.

3 Properties of the system
In this section, we present basic properties of the new model (1.2).

3.1 Conservation properties

To obtain the conservation properties, we will make use of the classical formula: let f,g
two functions and w even, then

/Rd(f*w)gdm:/Rdf(g*w)dx (3.1)

which is easily shown using a change of variable and the fact that w is even.

Proposition 2. Formally, one has the following

(i) . 1
— apdx =0, —// fdxdv =0,
dt R3 dt R,3><R,3

d

— / aguder// fvdadv | =0,

dt R3 R3xR3
d /1 1
— f/ ozg|u|2d:c+f// |U|2fdxdv+/ agedz | =0
dt 2 RS 2 RSXRS RS

(ii)

(iii)



Proof. By formally we mean that all functions are smooth and integrable. The proof of
(i) is obvious because the equations are already in divergence form.
To obtain (i) one multiplies the Vlasov equation (2.4) by v. Integration yields

my Oy fodv+m,V, - fo®vdv = —m(Vp) fdv— D, (v—u)fdv.
R3 RS R3 RS

Summing with the fluid momentum equation (2.2), one gets

O (ozgu—l—m*/ fvdv)+V~<agu®u+m* fv@vdv)—i—Vp
R3 R3

—m, (VpAS<f>dv—<Vp>LSfdv)-

Using formula (3.1), one has ng (Vp fR3 (f)dv —(Vp) fR3 fdv) dx = 0, so integrating
(3.2) in z yields (4i).
To obtain (4i7) one multiplies the momentum equation (2.2) by u. One obtains

(3.2)

2 2
0y <ag|u2|>—|—V- <ozgu|1;|>—|—u-Vp=m*u-Vp-/ (f)dv + D, u-(v—u)fdv.
R3

R3

v

Multiplying the Vlasov equation (2.4) by m*| | and integrating, one gets

2 2
MmOy < fﬁ dv) +m, V- ( fv|v|dv> =

—m,(Vp) - / fvdv— D, / u)f dv.
Then, summation of these equations with the internal energy equation (2.3) yields
uf? L juf ol2
O | o +m f dv+ape | + V- [ apu + my fo dv + ageu
2 2 R3 2

:—pata—pV-(au)—u-Vp—m*u-Vp/
RS

<f>dv—m*<Vp>-/ fodv
+ D, u-(v— )fdv—D/ (v—u )fdv+D/ lv —u|?fdv

R3

:—patoz—pV-(ozu)—u-Vp—m*u-Vp/
R3

dv — my : d
(av=m.(Vp)- [ fodo
= —poa—pV - (au) —u-Vp+ (1 —a)u-Vp—m(Vp) - fodv

R3

= —pdia — pV - (au) — au - Vp — m,(Vp) - fodv

R3
= =V - (aup) — pdyoe — m,(Vp) - [ fodv
R3
= -V (qup) — mpV - (fHrvdv —my(Vp) - fodo
R3 R3
= -V (aqup) —m,Vp- / (fHrvdv — mpV - (fHrodv
R3 R3

+m, (Vp-/Rg<f>vdv—<Vp>-/Rg fvdv>
— V- (qup) = m,V - (p/R3<f>vdv> +m, (vp/mgwdv— <Vp>/Rg fvdv).

Using again formula (3.1), we have [g; (Vp [gs(flvdv — (Vp) [gs fodv) dz = 0, so
integrating in z yields (7). O



3.2 Entropy property

Following the analysis made in [BDD21], we show that the system (2.1)-(2.6) closed by
the equation of state (2.7) is equipped with an entropy inequality.

Proposition 3. Formally, one has the entropy inequality
D, 9
Ot(apS) + V - (apSu) = - |lv —u|*fdv>0. (3.3)
R3

Proof. The density equation (2.1) yields
00+ V - (au)) + aDip =0 <= Oia+ V - (au) = apD,T,

with 7 = 1/0 > 0 the specific volume, and D; = 9; + u- V. The internal energy equation
(2.3) can be rewritten as

ao(Die + pDy1) = Dy / lv — u*f dv.
R3

With the perfect gas pressure law (2.7) and the energy law (2.8), the entropy S is
S = C,In(eg' ™).

The second principle of thermodynamics writes
TdS = de + pdr,

so that

D
apD;S = ?*/J'o —ul?fdv,
R

which is rewritten as (3.3). O

3.3 Positivity of the volume fraction of the gas for smooth solu-
tions

In this section, we study the positivity of the volume fraction «, which is that if 0 < o < 1
at time ¢t = 0, then the inequality stays true for all times ¢ > 0. Although is to clear that
«a < 1 (thanks to the fact that f > 0 is propagated by the characteristic curves), it is
less immediate to prove that o > 0. In [BDD21], the authors proved that this property
holds for the thick sprays equations (1.1) under reasonable assumptions. We prove here
the same result for (1.2), under similar assumptions.

Proposition 4. Assume that a solution of the system (1.2) is defined on the whole space
R3 and is smooth on [0, Tena| for some Tepg > 0. We assume
e Forall (x,v) e R® xR?, f(0,z,v)>0.

e One has 0 < p_ = inf p(0,z) < o4 = sup 0(0,x) < +oo.
zcR3 rcR3

e One has —oo < S_ = inf S(0,x).
zeR3

e One has 0 < a_ = inf o(0,z) <1.
xzcR3

We assume the following regularity of the velocity variables

Jrs fodv
Jra (f) dv

We finally assume that the pressure vanishes at infinity, that is for all € > 0, there exists
A > 0 such that

u € W ([0, Tona[xR?), € L>([0, Tena[xR?).

0<plt,e)=(y—1o(t,x)e(t,x) <e, for0<t<Tenq and |z|> A.



Then there exists a constant C' > 0 depending on Tend, 0+, 0—, a—, S—, A (corre-

sponding to € = 1), [|wllw1.0(j0,T.q[xR?) and ‘ ﬁf;;jz Lo (0T R so that the follow-

ing estimate holds :
0<C<alt,z)<1, t€[0,Tena, x€R>
Proof. The momentum equation (2.2) can be rewritten as
l—a [ [gs fodv Jrs fdv
. <fRs<f> dv o (F) i)

with D, = 0, + u - V. Using the regularity w € W'> and the assumptions above, we
find

aVp = —apDiu + D,

[aVpl[Le< C (141 = o).
Following the fact that p follows a perfect gas law, we have the identity
(y = 1)1/7e5/(Com) 1
V(ptt/).
ey ()

Now, using again u € W1 and a classical treatment of the characteristic curves of the
continuity equation, we obtain for some C_,C; > 0,

C_ = inf (ap)(t,x) < sup (ap)(t,z) =Cy, 0<t<Tena. (3.4)
zeR3? zeR3

1
aVp = |(y—1)Y7e5 T ap 7 Vp = {
p

Therefore, because S is lower bounded.
IV )< C 1+ 1= allz).
We then use the fact that the pressure vanishes at infinity
Ip' < C (141 = afp=).

We then obtain that the density p is bounded, using the perfect gas law for the pressure
and the boundedness of the entropy S,

[0 Hz=< C A+ 1 - afp=).
Finally, using (3.4)

1 _
H <C (1 1= a0 ”) <c.

I

4 Local in time well-posedness

In this section, we consider the barotropic version of system (1.2), meaning that we
suppose that the pressure depends only on the density of the fluid o, that is

p=o", v>1,

so that the energy equation (2.3) is not needed. We also assume, without loss of gener-
ality, that D, = 0 and m, = 1. The treatment of the friction term presents no difficulty
because it does not contain any derivatives, so that the treatment of this term is very
similar to what is done in [BD06]. The barotropic system writes

(o) + V- (aou) =0

O(aou) + V- (cpu @ u) + Vp = Vp/RS<f>dv

Ohf+v-Vif —(Vup)-V,f=0 (4.1)
=1- d

a=1 /R3<f> v

p=p(o) =0

The goal of this section is to prove the following theorem:



Theorem 5. Let 2 =)0, +0o[xR?, s € N such that s > 3/2+ 1 and Q1,Qs two open
sets of Q0 such that Q; C Qo and Q; and Qg are relatively compact in Q. Let (0o, 0oto) :
R3 — Qy satisfying 00 — 1 € H*(R?) and ug € H*(R3). Let fo : R® x R® — Ry be a
function in €L(R3 x R?) N H*(R3 x R3) satisfying

1

ol T =
1ol < S )2

Then, one can find T €]0,1[ such that there exists a solution (o, ou, f) of the system
(4.1) belonging to €1([0, T) x R3,Q2) x €1([0, 7] x R3 x R3,R,.). Moreover this solution
18 unique.

Remark. This result could be extended to the whole system (1.2) with an energy equa-
tion. It could also be extended if p a sufficiently well-behaved function [BD06] not
necessarily a power function of ¢. It is also true if w is a non-negative convolution kernel
in BV(R?).

The proof is based on the following idea. We want to combine classical theory of local-
in-time solution for symmetrisable hyperbolic system of conservation laws (see [Maj84])
and the theory of characteristics for the control of H* norms of f and its support (like
for the Vlasov-Poisson system). This idea has already been used in [BD06, Mat10].
Finding appropriate symmetriser for the system (4.1) is not obvious. Our strategy is
to expand the derivatives on the left-hand-side of the equations, then to treat the term
containing derivatives of a as source terms. The left-hand-side then becomes the well-
known Euler equations of gas dynamics for which a symmetriser is classical. To apply
the proof [Maj84], the source term needs to be of degree 0, that is, no derivative. An
issue is that the initial thick sprays equations (1.1) have derivatives in the source term.
This is an asset of the convolution operator in systems (1.2) and (4.1), because it avoids
the loss of regularity in the source term in the original thick sprays equations (1.1).

Proposition 6. The system (4.1) is equivalent, for strong solution, to

8tf +v- Vo:f - <pr> . va =0 (42)

U_ (gi ) . F(U)= (Qu®iu+ pId>

ou -V, fR3<f> dv _ oVa - fR3<f>UdU

{atU +V -F(U) =bU,Jf)

with

_ 1= Jga(f) dv 1— [ga(f)dv
and b(U, f) = quu fo Vol o ouV, - [p(fHvdo
1= [ra(f)dv 1= [ga(f)dv
Furthermore, the hyperbolic part of the system can be symmetrized as
3
S(U)U + ) (S4:)(U)d:, U = S(U)B(U, ),
i=1
with (o) + [ul? .
_(p(o)+|u —u
5(U) = ( —u 1d ) ’

and A; = OuF; for 1 <i < 3. Moreover, the symmetric positive definite matriz S(U) is
a smooth function of U. For all relatively compact set )y, there exists a constant ¢ > 0
such that VU €

cld < S(U) < ¢ '1d.

Finally the matrices SA;(U) are symmetric.

Proof. The derivation of (4.2) is a just matter of simple computation. For the symmetri-
sation of the system, we refer to [BD06]. O



We now introduce some notations. Let ¢ be a smooth enough function, then the
Vlasov equation in (4.1) is a linear transport equation

Of+v-Vif— <VQ’Y> -V f=0.
It has a unique solution, computed by the method of characteristics
ft,z,v) = fo(X(0;2,v,t), V(0; x, v,1)),

where the characteristic curves are defined by

%(ﬁ;a},us) =V(t;x,v,s)
X(s;x,v,8) =x

o (t2,0,5) = (Vo' (X(6:2,0,5).1)
V(s;x,v,s) =v.

If fo has a compact support, then f(¢,-,-) also has a compact support for all ¢. We
denote
Xum(t) = sup |z,
(z,v)ER3XR3, f(t,x,v)>0
and
V(t) = sup v
(z,v)ER3XR3, f(t,x,v)>0
Then the following holds: supp f(¢,-,-) C B(0, X (t)) x B(0, Vas(t)).
In all the sequel, we will use the following notations (s € N, T' > 0, and « is a
multi-index):
hllee= > 0% 2
la|<s

12l 7re, 7= Sup ]IIhHHs ()

)

[hl[z2. 7= sup |[|h]lL2(t).
t€[0,T]

In particular the notation 9% will always denote a derivative in the x variable.

4.1 TIterative approximation scheme

We explain here the main steps of the proof of Theorem 5. We fix s € N an integer such
that s > 3/241. To construct a solution of the system (4.1), it is equivalent to construct
a solution to the symmetrised quasi-linear system

3
S(U)O,U + Y (S4;)(U)0,, U = S(U)B(U, f),

8tf +uv- Va:f - <pr> : va = 07

(4.3)

The proof proceeds via a classical iteration scheme. We first work with smooth and
compactly supported initial data

00— 1€DR?), wuyecDR?), foecDR?xR3. (4.4)

Later, we will use a mollification process to prove the case of all initial data in H*. We
ask that fy is small, more precisely, we assume

1

Tl Ve (O (4.5)

[l foll e <



We note Q =]0, +oo[xR3 and €; a relatively compact open set of Q such that Uy :=

( 2o ) €.
OoUuo

We will construct the solution of (4.3) through the following iteration process: for
k =0, one sets 0y = +oo, (U%(¢), fO(t)) = (Uy, fo). Then, given the quantities 6, U*
and f*, one defines (U*+!, ff*1) as the solution of the linear system

3
S(UMGUS! + 3 (54 (U*)a,, UM = S(UFp(U*, 1Y), (4.6)
=1
Uk+1(x70) = UO(:B)7 (47)
atkarl to- szk+1 o <Vpk> . vak+1 — O,

karl (:l:a ’U,O) = fo(ai,’l)).

For now, it is not obvious that the sequence (U*, f*),cn is well-defined.

Let Q5 a relatively compact open subset of R? such that Q; C Q. From the Sobolev
embedding for s > 3/2+1, H*(R?) = L*°(R3), there exists a constant R > 0 depending
on Qp, Oy and s, such that, if |U — Up||g:< R, then U € Qy. Then, one defines 0,11 as
the supremum of times § < 6, such that [|[U*"1 — Ugl|g: p< R.

The system (4.6) is linear in U**!, symmetric and has smooth coefficients on [0, 0],
therefore it admits a smooth solution on [0, 8x[. For equation (4.8), since it is a linear
transport equation with smooth coefficients on [0, 8|, it admits a smooth solution that
can be explicitly computed by the method of characteristics. Finally, 6541 > 0 since
Ut is smooth, and Uy € ;. The sequence (U¥, f*)cn is then well-defined.

We will restrict further the lifetime of the solution. One defines T} as the supremum
of times T € [0, 0] such that

|U* —Ugllg=r < R (4.10)
vt e [0,T], XK (t) <2X(0), (4.11)
vt e [0,T], V&) <2Va(0) (4.12)
[t <o olviio@iole-. (413)
R3 Lo, T
and such that Ty < Tj. In particular,
1 1
= | < . 4.14
H T Jeo o, = H = 2 wll o Var (00 o || (4.14)

and one consider the sequence (U*, f¥)rcn on the time interval [0, T[. We emphasize
that the number 2 in the inequalities (4.11)-(4.13) is only of a cosmetic nature. One
could replace the number 2 by any a > 1 and it would not change the proof.

The proof is then made of three parts:

e First, we prove that there exists a time T, > 0 such that T, > T, for all kK € N.
This is the subject of the Proposition 14, for which we will need Lemmas 11, 12 and
13. Note that without such result, the sequence of lifespan (T} )ren could converges
to 0.

e Next, we prove in Proposition 15 that the sequence (UF, fk)keN converges in
L%°(0, Thy; LA(R3)) x L%°(0, Tyy; L2(R3 x R3)), where 0 < T}, < T

e Finally, we conclude the proof of Theorem 5 and we prove that the limit (U, f) is a
solution of (4.3) in €1([0, 7] x R3, ) x €1([0, T] x R?® x R3, R, ) and the solution
is unique. We also explain why the proof works in the case of all initial data in H*.

We write some preliminary lemmas which we will use in this work.

10



Lemma 7. Let S, A; € €1([0, T[xR3, M3(R)) be smooth matrices such that S and SA;
are symmetric, We suppose moreover that there exists ¢ > 0 such that cId < S(t, ) <
¢ 'Id. Then, every smooth and compactly supported vectors W and F satisfying the
equation SOW + > SA;0,, W = F with the initial data W(0,x) = Wo(x) verify the

energy estimate

_ 1
W< et ||WO||L2+§

OiS + > 0x,(SAi)

t t
/ W12 (r) dr + / Il 2(r) dr
Lo 70 0

(4.15)

Proof. By multiplying by W7 and integrating, one has

1 1
7@/ WISWdz == | W0, +) 0., (SA))W da + / W'F dz
2 R3 2 i RS

R3
then one integrates with respect to t and uses the estimate WTSW > ¢cWTW. O

Lemma 8 (See [Maj84]). Let g : @ C R® — R3 a smooth vector-valued function,
u: R3 — Q; C Q with Q; relatively compact in Q. Assume that uw € H*(R3) N L= (R3).
Then for |a|< s, one has the inequality

[0%g(u)||L=< C(s) sup ( sup |5ﬁ9(v)|> 7 e s -
vell \ |B<s—1

Lemma 9 (See [Maj84]). Let f,g € H*(R?) N L>®(R3), one has the inequality

10%(f )l =< C() (I f o= llgllars +[1f Nl 72+ [l gl £oe )-

Lemma 10. Let f € H*(R?) and g € BV(R?). Then

IV(f* 2= (I fl2TV(g).

In particular
IV (f * )< [ £l TV (g).

Proof. The proof is done via an approximation argument. The function g belongs to
BV(R3), therefore [EG15] (Theorem 5.3), there exists a sequence (gx)ren € BV(R3) N

%> (R3) such that gkil)g and TV(gr) — TV(g). In particular, g € WHI(R?) for
all k, and TV(gx) = ||[Vgkllr:— TV(g). Applying Young’s convolution inequality to
f and g, we obtain ||V (f x gx)ll2< ||fllz2llVgk|lL1, passing to the limit we obtain
IV(f*g)lL2< | fllL2TV(g). Replacing f by 0*f with |o|< s in the previous inequality,
we obtain |V (f x g)||sr+< ||f 1= TV(g). )

4.2 A priori estimates

The goal is to prove that the sequence (Tj)ren has a strictly positive lower bound 7.
In all this section, one considers initial data that such (4.4)-(4.5) hold and define the
sequences 0, U* f¥ by (4.6)-(4.9) and T}, by (4.10)-(4.12).

Lemma 11. For all k > 0,

||atUk-"_1 ||H3*1,Tk+1 S 0(87 f07 U07 927 R7 ’LU)TV(U)) (416)

11



Proof. Let t € [0, Tj41[, then

po-1 (1) < DN A(U) 0, UM [ gromr g, HIDUP, £9)]

lo,U™|

Hs=1 Tyyq-

One has to control each term, let’s start with b. One has,

o« (Qk fRS(uk —v) - V. (fF) d“)

—f 2 (fF) dv
b(U*, )11y, = .
" i = 3 aa( u fp (0 — ). Vx<f’“>dv>
1- fR3< dv L2, T4

Applying Lemma 9 for |a|< s —1,

9% k fR?’ x d’U
1— [ga(fF dv

L2

f 3Vx<fk>dv k f 3V$<fk>dv
<C(s) | Mo o ||| e e e || :
< . 1 7fR3<fk> dv Loo 1 7.fR3<fk> dv He—1
(4.17)
Thanks to (4.10), one has
056811 < UM g1 < [Upler-+][UF — Ugllgos < C (U, R).

Thanks to the Sobolev embedding H*~*(R?) < L*°(R?), one has
lo*u® | L < C(Q2) | 0"t || o1 < C(Q2, Uo, R).

Thanks to (4.10)-(4.13), one has

H V$<fk>d gT f’fdv

RS
< TV(w)2 (A’Z) ”fk”LOO
< TV (w)2°(Vap)* || foll o
< C(fo)TV(w).

So that, using (4.5) and (4.14)

Jrs Vo (fF) dv

1~ [gs(f*)dv < O(fo, w)TV (w).
R3

Lo

It remains to bound the last term in (4.17) ‘ %

= Again applying Lemma
Hs—
9, one has for |a|< s — 1:

Jrs Va(f¥) dv
1_fR3fk

1
1_fR3<fk>dU L

1
Hs—1

1= [ga(f*)dv
Hsl)

=) (H [ V.t

Hs—1

V. (f*) dv

18
< C(s) (C(fo,w)TV(w)

v
1— [rs(f*) dv

C V()|

12



, one has

Hs—1

For the term H

1
1—[grs (fF) dv

a (1—fR3<fk>dv)

I

Hs—1 o<1 .
> Fo
la|<s—1 (1 - fRS (f¥) dv)a(@) Lo

where P, is a polynomial in 90%(1 — fR3<fk> dv), and ¢(«) is an integer than depend on
«. One can bound the numerator P, thanks to the inequality

< (Va)* 2 1) e
Hs

< TV(w)C(fo)

and the denominator thanks to (4.13). As a consequence, one obtains

(f*) dv

H R3

aa< 1k_ff:3 J;kv d”) LQ_C(UO, for Qo R, w)TV (w) (4.18)
Next, one has the term
| <g Jas v Vo f’“}dv)
L= (M dv ||,
<><||g o || 122 f:<;f>fid LJ'Qk”L“" ff;_”f:<;f>gd H)
We have

H/ v- Vo (f* dv
R3

and, using Lemma 10

< 2 ¥l (Vi)' TV (w) < C(fo, w) TV (w)
Lo

R3 Hs—1 R3 Hs—1
So
1eY ‘Qk f 3V V <fk> dv
‘8 ( 1R_ [ (7%) dv > e C(Uo, fo, 22, R, w)TV(w). (4.19)

It is clear thanks to the previous inequalities that we have the bound

Fub ([gs v+ Vo (fF) do)

1— fR3 <fk> dU C(S, fo, R, Uo, Qg, w)TV(w) (420)

Hs—1

For the term

oFuF ® ut fRs (7Y dv kuk( k fRs ) dv)
1 — [gs(fF)dv 1 — [ga(fF)dv

we use the fact that €y is relatively compact and so o* is bounded from below by a
constant that depends only on Q5. Writing

feY ( y fR3 dU)

’ ( 1= fR3 dv > L2

u” Jre V k) dv
— Jrs( f k

Hs—1 Hs—1

<C(s) (9’“uklle—1

u” fR3 2(f*) dv
— Jrs( f’“ dv

+ " ut |

Hsl)

oo

13



and
oFuk
oF

< C(Qa)l| 0" u®|| L,
LOO

= H

one obtains

ub - [ Vo (fF) do

1= [ (fF)ydv < C(s, U, fo, R, Q2,w)TV(w).
R3

L oo
Therefore

- (u’“~fR3 Vx<f’“>du)

1- fR3<fk> d’U

L2

Jrz Va(fF) dv " [ V(%) dv
< C(s) (Iu’“lml B et || R :
L= feo (P dv]| L= fee (P av||
Writing
10"t |2 < C(s) (ngku%sl et X )
Q Lo Q Hs—l
one notices that
o 1 Pa(aagk)
PANFN L e
0 L2 («Qk)q L2
1
< || Pa(970") | 12
1(8) ") || e
SC(QQ7RaUO)

where P, is a polynomial in 9%(o*) and q(«) an integer depending on a. One gets

oFuF (u . fR3 V. (fF) dv)
1— [gs(fF) dv

In the end, combining the inequalities (4.18)-(4.21)
[6CU, f) o1 7y, < C (s, Uo, fo, w, B, Q) TV (w).

< C(S,me, Uo,QQ,U})TV(U}). (421)
Hs—1

We turn to the term

14:(U*)0,, UM

Heimea = O 074U, UMY 2 g -

<o
Using Lemma 8 and the Sobolev embedding H*(R3) < L>°(R?), one has for |a|< s —1,
10°(A:(U")02, U Y| 2 7, <[10% ((Ai(UF) = Ai(V0)) 0, U ) | 2,7,
+114i(T0)0*(9:, U ) 2,15
<C()(14:(U*) = Ai (o)l 1+ 1304, 102, 0| 1o 1y,
+ 1 41(To)l|zo 10,102, U
<C(s,Q9, R, Uy).

Hsfl,Tk+1)

This completes the proof. O
Lemma 12. For allk >0 and T € [0,inf(1, Tx11)]

sup HUk+1 - UOHI‘IS (t) < TC(57 R7 927 U07 an w, Tv(w))eC(S’R’fO’UU’QLw,TV(w))T'
t€[0,T]

(4.22)
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Proof. The function W**! = Ukl — U, satisfies
S(UMOWHT! 43 7(S4;) (U0, W = S(UMb(U*, £*) + HY,
WHrHL (2. 0) = 0,
with HF = — Z(SAi)(Uk‘)amiUo. We look for a bound in H® of W**1. The function
O WHH1 satiﬁés

S(U’“)(’)ta‘*Wk“—s—Z(SAi)(Uk)@m&“W’““ = S(UM)0*(S~H(UMH" +b(U*, 7)) +F,

7

with Fo = S(U*) Y (4;(U*)0,,0*WHrH — 92(A;(U*)9,, WHT1)) . Moreover, one has

%at /R (@UWHTS(UR) W dr = % /R (W (&S(Uk)
+) 0a, (SAi)(Uk)> 9°WHH dy
+/RS(8O‘Wk+1)TS(Uk)8O‘(S‘1(Uk)Hk
+b(U*, f*)) dz + / (O°WHHTFE dz.

R3

Up to time T}, U* takes its values in Qs on which S and SA; are smooth. One can
bound the derivatives of S and SA; at any order by a constant that depends on 5. One
also uses the Sobolev embedding H*~1(R3) — L°°(R3) and Lemma 11 to obtain the
estimates
10:0% || o 1, < C(8)]|05UF || g1 13, < C(5,Q0, R, Uy, fo, w)TV(w),
102, U* | e 7, < C(5)1|0, U || -1 1,
< C(s) (|U* = Uoll s 1 +[1Uo = Uol| 1) < C(s, R, Uy).

So that
”atS(Uk) + Z ar:,(SAi)(Uk)||L°°7Tk+1S C(Sa QQa R7 UOa f07 w, TV(U/)) (423)
One now uses the following classical inequality: if h € H*(R?), Vh € L*(R3), g €
H*71(R3) N L*°(R?) and |a|< s, then [Maj84]
10%(hg) — hd%gllL2< C(s) (IV Al o< gl o=+l gl oo ([P 722) -
Then, for |a|< s

A;(UR)9,,0°WHFH — 9%(A;(U*)0,, W) = (4;(U*) — 4;(Ug))0%0,, WrH!
— 0% ((A:(U*) — 4;(Uq)) 0, WHT).

According to the previous inequality, one has

IFallzz,m 0 IS(UR) Lo 100, C8) Y (10 (Ai(U) = Ai(Vo))ll o 73

X ||ax7iwk+1||H871¢Tk+1+||6wiwk+1HLOO7Tk+1 HA7(Uk) - Ai(ﬂo)||Hs7Tk+1)
SC(85925R7 UO)
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One has using Lemma 9
IIS(Uk)aa(S’l(U’“)H’“IILZ,TMSIIS(U'“)IILoo,Tk.ZHao‘(Ai(Uk)ainollm,Tk
<C(s,2) )| Ai(U") = Ai(Uollz 1,102, Uo -,
+ Z||5in0||L°°,TkHAi(Uk) — Ai(Uo)|l = 13, +C||, Uo|| 1+ 7,

SC(Sa 927 R7 UO)
It yields
1S(U*)0%(b(U*, f¥) 2,1 ,, < C(s, R, fo, Q2 w, TV (w)). (4.24)

One now uses the estimate (4.15). For t € [0, Tk41], one obtains

1 oy
[0 WHFH [ L2 () <C(Qa)[|0*WF | 12(0) + §||5t5 + Zazi(SAi)lle,TM/O [0°WHHH | 2 () dr

¢
+/ (IFallL2+S(UF)0% (S~ (U)H) || L2+ S(UF)* (b(U*, f4))] 22) dr.
0
Then one gets
t
0 WA s 0) <II0“WHH 12(0) + Cls 9. R Un. o) [ 107WE () ar
0
t
+ / (C(Sa QQ; Ra UO) + 0(37 QQ» Rv UO) + 0(87 UO? va w, TV(’LU), R7 92)) dT]
0
Summing for all |a|< s these estimates, one ends up with
t
W () <C(02) (WS (0) + (s, o fo) [ IWS (7))
0
+ t0(57 Ra QQa U07 f07 w, TV(U}))
Thanks to Gronwall’s lemma, one has for all t € [0,T] with T' < Tj41
W5 (8) < C(922) (IW* 122 (0) + TC(s, R, 0, U, fo,w, TV (w)) ¢ fos VoIV T,

Choosing T < 1, and since W**1(z,0) = 0, one obtains the claim. O

Lemma 13. The following inequalities hold for all T € [0,inf(1, T41)[

sup VEFL(t) < Var(0) + C(Q2,w, 7, Ug) TV (w)T, (4.25)
te[0,T]
sup XJk\:/[Jrl(t) S XM (O) + C(f07 QQ; w, ", Uo)TV(U})T, (426)
t€[0,T]
H [arma] <2l V0 + €@y U, (420
R3 Lo T

Proof. Recall the characteristic curves of the Vlasov equation

Xk+1

dT(t;ac,'u,s) =Vt x, v, 5), (4.28)
X (s, v,8) = (4.29)

dVk+1

T(t;ww,s) = —(Vp(XF*(t; 2, v,5),1)) (4.30)
V(s z,v,5) = v. (4.31)
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One has, writting in an implicity way (4.28)-(4.30),

¢
XMt e, v,8) = +/ V(7 2, v,5) dT, (4.32)

¢
Vit x v,5) = v 7/ (Vp*(XF (1, 2,0, 8), 7)) dT. (4.33)

We recall the notations

Xyt = sup Edp
(z,v)ER3XR3, fk+1(t,x,0)>0

Vit (t) = sup |v].
(z,v) ER3XR3, frt1(t,z,v)>0
Then 0
Vk'H(O;:B,v,t) =v —/ <Vpk(Xk+1(T;iL‘,’U,t),T>> dr
t

and .
ol< VEH (0; 2,0, ) + / "] TV () dr.
0

One obtains ,
VE ) < Var(0) + [ ¥ () TV (w) dr.
0

And it yields (4.25). One proceeds similarly for X%™. Using the formula (4.33), one has
t
x = X" (0; 2, v,1) +/ VAL (2, v, t) dr
0

t t T
= Xk+1(0; x,v,t) + v/ dr — / / <Vpk(Xk+1(%; x,v,t),7))d7dr,
0 0 Jt

SO
XEFL(E) < Xar(0) + Var (0) + /0 / 18 [ (F)TV () d7 dr.

And one obtains (4.26).
Moreover, one has

H | a

/ fk+1 dw
R3 Lo, T

< 2wl I g o (Vi)

< 2%[Jwl g2l follzoe (Var(0) + C(Q2,w, 7, Ug) TV (w)T)?.

< flwl|
Loo T

O

Proposition 14. There exists Ty €]0, 1] which depends only upon Q1, Qo, s, Ug, w and
fo such that, for all k € N, T}, > T.

Proof. From Lemma 12, one has

s[up ]HUk+1 - []'OHI’IS (t) < TC’(S7 R7 927 U07 an w, Tv(w))eC(S’R’fO’UU’Qz’wﬁTV(w))T'
te[0,T

The right-hand-side of this inequality defines a continuous function of 7" independent of
k, with value 0 if T = 0. Therefore, for all k there exists Ty > T7 > 0 such that

o ]”U’““fUOHHs (t) < TiC(s, R, 2, Ug, fo, w, TV (w))eC (S0 Voo TV < R,
te[o,T
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For the same reasons, using Lemma 13, for all k there exists Ty, T3 and Ty in ]0, T} [ such
that

sup Vﬁ“(t) < Vam(0) + C(Q2,w, 7y, Ug)TV(w)Te < 2V, (0),

t€[0,T]
sup X5 (t) < Xar(0) + C(fo, Q2,w,5, Ug) TV (w) T3 < 2X3(0),
te(0,T)
H/ 3<fk+1> dv < 22wl 1 | foll Lo (Var (0) + C(Q2,w, v, Uo)Ta)? < 2* w1 || foll Lo Var (0)°.
R LT
Let T, = min(T}, Tz, T3, Ty) then for all k € N, T, > T, > 0 and the bounds (4.10)-(4.13)
are verified. O

4.3 Convergence of the iterative process

Proposition 15. We consider initial data such that (4.4)-(4.5) hold and the associated
sequences U*, f* defined by (4.6)-(4.9). Let T, given by Proposition 1/.
Then one can find Tyy €]0,Ty[ such that, for k > 2,
1 _ 1 _ _
[TFH = U2 1, < ZHUk - u* 1||L2,TM"'Z||UIC U, (4.34)

1F5 = ¥ e n, < C(fo, D2, TV () [UH = UF2 2 (4.35)

Proof. Let k > 2. The function UFT! — U is solution of the system

S(U’“)@t(U’““ _ Uk)
3

+_((SA;(URY) = (S4:)(UM)2,, (UM = U =b(U*, f*) = b(UF, 571 + Fy,

i=1

with

3
Fi = (S(U*) = S(U")9,U" + > ((SA,(UF) — (54;)(U*))a,, U,
i=1
Thanks to Lemma 7, one can write

[LSkan S I

1 t
<C(50.5(U") + Zaxi(SAi)(Uk)HLoc,T*/o U™ — U¥||2(r) dr

+ / (Bl (7) + [B(T*, %) — BUF, P51 2 (7)) dr).

Then, by Gronwall’s lemma, inequalities (4.10)-(4.16) and the fact that S and SA; are
smooth on 25 which is compact, one has

C(Q2)]10:S(UF)+X 84, (SA:)(UF)| Lo 1, ) T
[URL — U|| 2 (1) gce< ’ - T>

t
x / ([Fellz2(r) + [BCU, %) — bUFL, f6=1) Lo (r) dr
0
SC(QQ)eC(&Qz,R,Uo,fo)T* T,
< (B ll oz, +16(T%, £5) = (U, f5 1) o ).
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To bound to right-hand-side of this inequality, one first notices that the first term verifies
|Fillr2< C(s,Q2, R, Ug, TV (w))|[U* — Uk~1|| 2 7 . It remains to bound the term

(U, f5) — b(UF=1, FF=1|| 2 g
o* fRB (u¥ —v) - Vo (fF)dv  oF ! fR3 (U1 — )V (fF 1 dv

1= [a(f*)dv - 1= [ (fF 1) do
Fuk fps(uh =) - Vo (fF) do b [ (uh T ) Vo (fF ) do
L Jro(fF) do 1— [ga(fF=1) dv L2,
One has
ub - [ Vo (FF) do B P [ V() du
1 — [ga( fk 1= [ (/7D do .
Ry

< || (o"u¥ = oF k) M
B (Qu ¢ “ 1_fR3fk L2.T,

k=1 k—1 fRB (f*)dv ng (1
+ 10" u '(1—fR3 kY dv 1—fR3 (fr= 1 o

fR?’ »L<fk> dv

< |loFuF — "t e

fR3 (f%) dv LT,

1

+ Qk—luk—l - Vz k_ pk—1 do

I b = Va0 o | s Vo 7
1
< C(fo)TV Uk — Ukt
(f()) (’U}) H124|w”L1VM(0)3fO Lo || ||L2,T*

1

VA i FER
1oe

- Clo, RYTV (w) H = 27wl Var (0o
< C(fo,w)TV(w)||U* = U 1| 12,
+ Cfor Rew) TV ()£ — F5 o

Similarly, because of the inequality

H/R3 — fFhHodv

oF Jrs v Va (fk'>dv okt ngv-Vw<fk_1>dv

1 — [gs(fF)dv 1 — [ge(fF=1)do

1
< C(fo)TV(w) H 1—24|lw|[ 2 Var (0)3 fo

1 k k—1
+ C(f07 R)TV(U)) H 1— 24||wHL1VM(O)3,fO Lo ||f - f HL27T*

< C(fo, w)TV(w)[[U* — U Y| 12 1, +C(fo, Ry w) || 5 — ¥ 2, -

CUIF* = lzzz,

L2,T,

one has

L27T*

[U*F — U2,
LOO
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In the same way

oFuP [ps v Vo (fF) dv B PR [ Vo (A du
1 _fR3<fk>dU 1 _fR3<fk_l>dU
1
1= 24{|wl| £+ Var (0)* fo
L k_ ph—1
2l Ve OF fo | 1T e

< C(fo, w)TV(w)||U* = U 121, +C(fo, By w) | 5 — 7 M 12,

L2,T,

[U* — U2,
LOO

< CUTV(0) |

+ C(fo, R)TV(w) H

For the final term, one notices that

Qkuk ng ulc . Vz<fk> dv ‘Qkflukfl fR3 ukfl . Vz<fk71> dv

1— fR3<f’€>dv 1— fR3<f’f—1>dv e
_ _ f 3Vx<fk>dv k
<[l u® — o TP e, || PR [w"|| Lo,
= |
1

b H

1 — 24wl Var(0)3 fo || 1

/ Vo - P d
R3

x max(||u”||pee 1, [|u* | Lo 7))

L2.T,

Moreover, because that for all k, U¥ € Q, which is relatively compact in ]0, +oco[xR?3,
the quantity ¢* is bounded from below for all k by a constant that depends only on .
So that one has, for all k£ > 2

k, k
Q u
= H
Qk

< C(Q) o uF | .
LOO

So

Qkuk fR?’ uk . V1<fk> do B Qk—luk—l fRS uk—l . V£<fk—l> dv
1 *fR3<fk> dv 1 7fR3<fk71>dU 2T
< C(fo,w, Q) TV (w)|[U* = U*Y| 12 1, +C(fo, Ry w, Q) TV (w)|| /¥ = [z 1, -

In the end

16(U*, %) — b(UFE, 571 12,
< C(fo, w, Q) TV(w) || U* — U 12 1, +C(fo, Ry w, Q) TV (w)|| £ — ¥ p2r, -

The function f* — fF=1 verifies
(=)o Vo (fr =)= (W)W (fF =5 = (V) (V' 72)- v, A
Moreover f*(z,v,0) — f*=!(z,v,0) =0, so
(f* = (@, v, 1) = /tB(Xk_l(T;wyv,t)ka_l(T;wvv,t)vT) dr
0

with
B=((Vp"!) —(vp"?) v, "

One writes

ke fh=1 . t 2(7)dT
17— £ <t)s/0||B||L (r) dr,
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then one has the following for B in the L?-norm
IBllz2 < IV f* Hlzee (VDY) = (VP 2)]| 2
Vo =TV (@)II("1) = ("72) e
One needs to bound V,, f* in L>°. The function V,, f* verifies
0(Vouf*) + v Vo Vo ff = (Vop™h) -V, Vo f* = =V, f,

where - is understood as a matrix-vector product. Therefore, the characteristic method
yields the formula

Vol (@, v,1) = Vo fo(XF (052, 0,1), VI (052, 0, 1))
t
- / Vo X (v, ), VI (w0, ), 7) dr
0

which yields, for t € [0, T%|

t
1V 5l (1) < HVufoHLoc-F/o IV 0 /]|~ (7) dr.

Similarly, the function V, f* verifies
0(Vaf*) + v VaVaf* —(Vaph™) - V Vo ff = (V,Vop™ ™) - Vo .
Again, applying the method of characteristic

Vofk(x,v,t)
= V:ch(inl(O;wavat)aVkil(O; 33,’1),t))

t

+/ (Vo V" N (XN (ma,0,1), 7)) Vo fF (XN (i, 0,), VI (@, 0,8), 7) dr
0

and

t
Vo f* e (t) < ||fo0||L°°+/0 (Vo Vap™ )z (Vo f |z (1) d7

t
<V foll = +C(5,7, B, Qa, UyTV (w)) / IV ¥l (7) dr.
0

It is a consequence of Gronwall’s lemma that for ¢ € [0, To[
IV fH Ml (8) + VoSl () < C(s, R, fo, 02,7, TV (w)).

Then, applying the mean value theorem to z — 27 and using the fact that €25 is relatively
compact in Q yields

1Bl z2(t) < IV S 2 ()TV (w) sgpllvz’*‘lllm\lgk‘l = 0"l (1)

< C(s, R, fo, Q2,7 TV(w) TV (w)[[URF = U2 2

and

7% = f5 2 (1) < tO(s, R, fo, 2,7, TV(w)) TV (w) U — UF2| 2 (2).
Finally, using the inequality T, <1,
16(U*, £*) = b(U* 1, FE )2 o,
< C(fo,w, Q) TV(w)[[U* = U g2, +C (s, R, fo, Q2,7 TV(w)) TV (w) [UFH = U 2 g, .
So that one obtains for all ¢ € [0, T%|
TP = U 12(t) < O(R, fo, Uo, Q2,w, TV (w), )T (|[UF = U2 g +[UF = U2 2 1, )

This inequality is also valid if one replaces T, by Ty, €]0,T,[. In particular, one can

chose T, such that )
C(R, fo7 Uo, QQ, w, TV(’U)), ’y)T** < Z

This concludes the proof. O
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4.4 Proof of Theorem 5

The proof of Theorem 5 will be divided into three parts. First we prove the existence
in the case of smooth compactly supported initial data. Then we treat the uniqueness
in this case. Finally we explain how to modify the proof to obtain the result for general
initial data.

Proof of Theorem 5.
1) Existence for smooth compactly supported initial data. From Proposition 15,
one has

N URH = UH||pe < oo

keN

Then the sequence (U¥);, is a Cauchy sequence and converges in L>(0, T}, ; L?(R?)) to
U. Since U* is smooth for all k, we have U € €(0, T\,; L?(R?)). In the same way,

Z I = ol 1, < 400

keEN

Then the sequence (f*), is a Cauchy sequence and converges in L>(0, Tyy; L?(R? x R3))
to f. Since f* is smooth for all k, we have f € (0, Ty,; L>(R? x R?)).

Thanks to the inequality (4.10), one has [|[U=Ug||g» 7,, < Rand U € L (0, Tyy; H*(R?)).
In particular, thanks to the Sobolev embedding H*(R3) < ¢!(R?) (remember that
5> 3/2+ 1), one has that U € L*(0, T\; €1 (R?)) takes its values in 5. For the same
reasons, f € L>(0, Ty,; H*(R3 x R?)).

. 5 (0,Tws; H*(R?))

We emphasize however, that we do not yet have U — U. To get the
convergence in (0, Tiy; €*(R?)), we use an interpolation argument. By Gagliardo-
Nirenberg interpolation inequality, we have for all s €]3/2 4+ 1, s[:

’ 17 ’
[T = O, < COITH = TH 3o, UM = UM

< C(s) (05! = Ugllly, +I0F = Ul ) I0H+ — k|55

< C(s)QRs//s”Uk-‘rl o Uk”i;;/{j

So (UF), converges to U in €(0,T,,; H* (R?)) for s €]3/2 + 1,s[. By the Sobolev
embedding H* (R?) — €*(R?), we conclude that

. 1 3
UREOTE R

Then (8,,U*), converges to d,, U in €([0, T%.] xR?). The same is true for (3, A;(U*1)d,, U*),
because the A; are smooth. We now turn to the convergence of

Qk fst (uk - v) ) Va:<fk> dv
1— [a(fF)dv
b Uk, ky R3
( f ) Qkuk fR3(uk _ v) A Vx<fk> dv
1— [ga(fF)dv
The support of the function f* in v is uniformly contained in a compact set, so the
sequences (fR3 f* dv)k and (fR3 vfk)k are bounded in L% (0, Ty,; H*(R?)), therefore

they converge up to a subsequence in L (0, Ty,; L*(R?)) towards [, fdv and [p, v f dv.
Then, using the inequality

‘vm /Rg<f’f>dv

we get that the sequences ( [gs Vo (f*) dv)k and ([gs v Vo (f") dv), converge in L>(0, Tyy; L*(R?)).
Using again the Gagliardo-Nirenberg interpolation inequality, we obtain that ( fR3 V. (fF) dv) A
and ([gsv- Vo (f¥)dv), converge in L®(0, Thw; H¥ (R?)) towards [gs Vo (f)dv and

)

Loo

< TV(w) H/ frdo
R3
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Jrs v+ Vo (f) dv and therefore in €([0,T,.] x R?). Furthermore, since [g,(f*)dv con-
verges to [ (f) dv in €([0,T,,] x R?) (again using an interpolation argument) and using
the inequality (4.13) we obtain that

‘ 1

and (W)k converges to w in €([0, Ts] x R?). Finally b(U*, f*) con-

verges towards b(U, f) in €([0, Txs] x R?). We now prove that

< 400
LOC

Ro2" 3
o, ur 0T gy,

Passing to the limit in D’ in the equation
3
0 U* = =3~ A;(U")0,, UK + p(U*, f¥)
i=1
we obtain that U solves
3
aU = -3 4,(U)2,, U +b(U, f) (4.36)
i=1

in D’. Since the right-hand-side defines a function in ([0, T,.] x R?), we have 9,U €
€ ([0, Tws] x R?) and U solves (4.36) in the classical sense.
We now turn to the Vlasov equation. We pass to the limit in D’ in

atkarl +ov- fokJrl _ Vm<(9k)’y> . vakJrl = 0.

We already know that ("), converges to ¢ in €'([0, Ty.] x R?), so does ((¢*)7), towards
07, finally we have V,((0*)7) converges towards V(o) in €([0, Tis] x R?). So we can
pass to the limit in the sense of distribution and f is a solution in D’ of

Now, using the fact that the characteristic curves of f are € because U is €, we obtain
that f € €1([0, T, | x R® x R3) and f is a solution of (4.37) in the classical sense. This
concludes the proof in the case where the initials data are smooth with compact support.
2) Uniqueness. For the uniqueness, we consider two solutions (o', o'u!, f!) and
(0%, 0*u?, f?) which are smooth in [0,7]. Then, using the same algebra as in Propo-
sition 15, one has for some T, €]0,T7,

1 1
[0 = U e ., € 0 = U2, 41U = U ey,

£ = Pz, < C(Q2, 8, R, fo) U = U2,
As a consequence, U! = U? and f! = f2.
3) General initial data. We turn to the case where gy — 1 € H*(R?), u € H*(R?)
and fo € €H(R? x R®) N H*(R? x R3). We introduce an approximation of the identity
¢, with e = 27Fgg, with g9 small enough. Then we define U§ = ., x Uy and
f¥ = (¢, ® pe,) * fo. With such a choice, one has

S IUET = U< 400, YA = fEllza< +oo.
keN keN

The solution is then obtained by the same approximation scheme but we replace the initial
data by UIS‘H and fé““. The proof is then similar, expect for two small modifications.
Firstly, one has to prove estimates on U* — UJ instead of U¥ — Uy, this is where we need
to chose € small enough. Secondly, the estimates (4.34)-(4.35) are replaced by

1 _ 1 _ _
Ukt — Uk”L?,TﬂS ZHUk - u* 1||L2,TH+1HUI€ t-ut 2HL2,TH+C||U15Jrl — Ug||

and

7% = 15 ez, 7. < O (fo, Q2 TV(w), MIIUF = U2 2 I fo — S5 e
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